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FEYRFR R CBABEF BN o BURLRFTIIFERE B -

ZESEVRZAFERR - EREREHERATE - EEREH - WREERR S A
REREEN  AERSEFERUCLEFNERRE HeBRER2MNBEREER
B8 o MARRMEAHEERR B NRERRLEAEEN  MESEREZER12EAN
EHEEBEAESEERE CLEBERVHAER  CLEMTRREIETHBES -
AR ERMEN R BN RS LR RAETERER - WREERRIENEAZEL
EERENREE @ UBEEEBRBFEABRRNERESHE  FFEAMSKA - et EHH%
HERP O - BHRBEIORNA NN EREERBBELN - URAHEBIORMN
EBRNFBEREERE - £RAS KRG EEREERRR A AEL o
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(i)

EHEE

FHEEFTAZSREMAEGN  RESZFETRAZSFEENFBBA - LREBAE
DEBEDR - RS ERENEREFEERAGFAGEBRARKRNELSERERAR

HESEEMEROER R —REEERAZFERREK - ERETFRAZF IR @B
BHERIIZZEEABTFABEFERRA - BES T FHEERAZFERRNF S
ARAERZARI D ERELR - REEFRABFERRNESRAE XN TFRAESEE
HERROEFT -

INEES

YEER 2 &

HeZRBLBERESBUARET(ER)IE EeXRBUESNNERENEEET
AEMEWRTRESE -

ﬁl\ﬁgi%ﬁii%”“ﬂﬁ’ﬂﬁﬁ REMBNEEE - SIVEEER B RRRFRLE ANRTE

R EEE A B0 SNE W et e SR AT ARR & IRATREK o
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2. FEEHERBE(E)

()

(k)

(0]

AEEESEN

ESBETAEOESEN  TRESEUFKAANEEERNYDRLASRAE - AJELORE
SENAREESNEEFENRSRLIERES - RS BRIFAEARERL A TEERN
BEOESEMABEERNSRE  WAEATBEESEUREEE -
EOESEMARESBUREANEEMRITRELD - HERRETRBERERESH
BEMEEFEME - E2BUAEFERBESEMIFTA ANEREEEFERIAS BT
AEOES B AFEE -

2 EER

BENIRETIZEERREMANARLER BN ITAE2R - BEDRE RN HLE
DEREMNBIEACHERARELRBRAEN T EZEREKSE -

2K

BRRHESBUREAEHNDIK - TRABDIREEAMAERELS WARKAER -
AEEES BN IKERS RABRRABERS —HBEKRE

(m) SRR LB E B Y 2 B

B BHRANIHR LD EAEBRE - LREBECEEHN - U AFENT|RE D
e
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3. EREURAARGEEFERCRITESEGNA

EEBUKAARGEEFE

hEES
—E--FFR

HEEWEAUESMEESEURT  EEEFERRTIEERSEMBAARGEEFE -
REESHNERRZY - TECESEM —RIEEL10,000@EML (R_FT—=FA=-+HBE
BOSETEEHETRER - FAESEUNRBRERBERINESBUREARGEE
FEHEHREPEY - REBRERR  E2BNREBMEREBRRHEERETRE - AF

RERHORBDEDIAMBERIZL -

EeBURAARGEEFEREEFEBRRTNARE - HEREUBEATEEDESHE
&

B MERN - IREEFERRAARMNERD SRR -

CRITESENEAE

30.06.2021 30.06.2020
B Efy HE2 By
FYPBBETHESEN 30,314,614 31,635,774
BITHES B 841,390 1,128,840
fEO R E S B (490,000) (2,450,000)
FREBTHNESEN 30,666,004 30,314,614
T —F —TTF
E et
EoBARHEARGEEFE 3,739,201,495 3,634,180,521
ESEMNBEARGEEFE (FBM) 121.93 119.88

EMEESBEVNEEFE
(1{EFEE S B A AHF 10,000 E B A7) 1,219,331 1,198,821
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4. BRI RER
RERABARIEL Rt RBRER - B - PIERM S RN BETEE - MRS RERE
KRR - EASHEF GG CARTEREAMERERGITOKE  RIEENELH
R TR B EEAORREM o
REARR  RAMBEE - RS WRBRE G RERR -

5 EFHEERAREMBA
HFERRARARE  UMEERFUMERNETERBEREE
RERARKF N HMBA | T2 ORESKRNRZE -
ESAERSAREES BAREE RS B ARG - (AR 2HEEWRE,00087T (#1128

TL) X ZEIARK0.23% MBS #EE 0.29% (ZZE -4 A /\BA : 0.125%) HED
BAEBEE -

6. BREFWZH
T —F —ECTHF
E E
BERFREBERE EREH 35,531,163 104,324,399
HEKRERERNKE 119,801,130 90,894,933
155,332,293 195,219,332
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EBBE

HRESEREBEFE(ESFRMERMD F104RKRA AEBRETE - AUREBEFB (RS
GBI1D 26 AT AV IRIERA R B A SR - UL W B BB N SR IEHL B -

N5 B IR

EeTAMNFEETESEMET  WREGIMEAEHIE) (B134F) F35(12) R(12A)
& AT AR ER RN TIR -

(a) TRE I FRAE )7 B BB AERRE A
(b) S (RIRCHINE S HED) SBASIRE MO F BERIN)
(c) TREFTINSBIRINGTT R F IO BLE.

(d) RENERS  HEAORS  FERLEEHED  BHRBREAHRS  UREEFE
BESESEHNEY  FHBEANZMFREXFE : &

(e) FEFTANEEIAUER - IR B HT AN AN SNR BRI EFER DK ©

BRIESIMNERR R - B AR IA B AR B AT A S ez (BN IR E ) — AR
TRIRBRATLR R R BM -
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BiE (&)

HeRERPEARLME ([HE)) WEBES - BAUER () HEEBESMENE RS
NIRIAEE - (b)RE B E SR BRABM IR EH 5 (o) 2R B EREZNE Rz KR H
SRABFEER -

(a) PEIBEHEFERRSNTANFTES

RETECEMSTOR ([HERRERBBED N —RUBHE  EREERE  HHRE
EEHAETEREANFTREERARBEFSFAENERN RS %Hw%%@lﬁﬂ%
BTRMABR L) - AERBERTH EREAD KR SARRR IS RO R HRRERS) -

HESRENTBERTHESTENARBHEES [ ARYEZ]) - RERTHEBRBE
B UESERASRERERIIMEBREELEARBESNDG - REBEEEMRBIVE
B — MBI ISR E - RIFRBEBRGGROER D SR - BTAESAEARRETE
BVE AR IZ10% BRI P EIRINAEH - REDEBERBBHER ((EHB ) LhEE
WG E AT O ERE  ARRARARIIMEEREEHETRERESSNERK
B NERERAHEAEA - Bt BASNPBERNAEH - A - PEREEELEE
HEMNEEREEREREBRE - ER L PERBEE - EREBRBHITAIEHEHR
BEREEBKRE EEBEESMSEAKRZH T RBEHMEH -

REACFHEZRRNAEENE  YRBTFEEABBELR « TN A ESFRRIEEN
RERTEBREEEAR D ZRESHNZHA ° Bt - Ry BRI A Epl Wm0 iER
BiALEH B o

%ﬁ ¢Im%%%YAE&ﬁE%%E I BB ES BB RSB E R AR
 MIBARBEREMAMN  UHNARERHERRELEERE -

26



hEES
—E--FFR

MR EE (2

e

B (&)
PEARANEABIE (&)

(b) BABERREFNFEWABNSERE

FEH B R R AL 1558 75 PTE W R S A BT 10% TS B - RIBH B XEPAIS
Bk - PEEBESETARRZSIBREBESFHFEANFERATAIN10% 8+ ETRN
FTiSH - A - BB M BITOBRES &/ JEEBHILEN T BURESFTE
ERMBWA - RIBHBEEEMSTEERRHBEBENMAEN -

R=F—=—N\F+—AtH  MREBEEH BB EMH[2018]1085%X (110855 ) » &%
108X ESIIMBREEERERER T \F+—ALAE_T_—F+— AKX
B AR ES N B ABS TR IR ER ([HBES]) - KREARBEERBEIRN - A
KU BEELEEHE

REBHA-Z-_ZFE A+ \BNBESEMFAEALNN EBARGEEAEREE
RESBEBR - YFELR - N\F+—AEtRE_Z-_—F+—AXBHHENKPEFE
B EFAEBREFSRAERENRBEREERER - EEARRER T N\F+
— AL BRI ESF S WAL R RENHRERS - BRGNS EREE
BRfRLE

RZZZ—FXA=1H REBEE-_T—N\F+—ABHREFEHEFFSWAIESL
10% B TEHIFTIS T B 5 /54,227,636 % 7T (HHER ARY27,285,1607) (ZEZZF :
3,845,812% 7T« HE N ARKE27,285,1607T) - BESBREREELMER =% - %S
BREEFERRARS [ HivEFIE] -

REBE-Z-_TFA=TAFE  AREXRTEBENHBERR  ReEREDRN T —
NE+—RAEAZE-Z-NF+-A=+—HHRNRNMSHE 02,7845 T °
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BiE (&)
PEARAMABE (&)

(o) BAPBERRFNERRERFERABTBER

RIBEFB[2016] 3655 MM ([F36RMBH ) ARZSEEEF LHEBREBAERS
EZENERBME%EET AT RFRA—HBER - b MBETER - hE
FSRISEREBHN MG - BEATAEEZRT CRERENF1%E7%) - HEWMM
B (RBHRER3%) METHREMME CRERER2%) ([HEHABBIE] - AW - R
IRF 36BN RET[2016] 705BAN - MIMEBIREERPBEARRITHERBR P ERTH
BEFmSEEARBHEBRIEFNMSRGRER RS MmHBEIEET -

IRE36HBA - KA BUTES R J7 R E 27 69 AT AR B 3 e BI85 - 42 L3O
at - RIFI1085K X - MM R EE LR ERRR _—_T—\F+—ALRE_T_—F+
—ANB BRI RSN SRABNIBER o R - RITBETR G EPER R IRI
BERAER_Z-—A"FEA-HE_Z-/\F+-AXNAHBNMEFE - Bt - B=
Z-RFREA-RE-Z-\F+—-AXNEBHBRERFES (BELEES) RO E
WA B #6.72% B ERFIEEVBBNIER - EEAFBERFARN - UHRVEE
EHEEHE -

REBHA-_ZF_ZE_F_+ \BNBESEURHEAXN  BEAZRIETHRT
HERBEERR  ABIREXBRBERERRZ R-T-—FXA=+0 ®H_F—
ANERA-BE_Z - \Ft+-AXBHRESRPBEIEE T EHNREMBERNESF

HA=48 :1,052,306%7 ' HENRARMET,348,9927T) - BEEB REBREELNEN
EH o ZeBRNEEFERRARA [ HibEMARE] -

HnHiE

HEeRERFLERNENERES - BUARMNS WA RMTEH
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B mERMET @)
7. BE(E)
BRGBRE
AN E TS - —FRAA-TALFEEAMMIEAR10,082,237EX T (ZTE_FF :
8,078,949%7) - %S FRERATH « FRERINEMTENREF£10,005,104F L (=T =
TE 7,911,443 7m) - RESFERAELOFBEISERBEHE AT (ZT T4 : 1,052,306
En) URBRAAGFTNECEMSHREMRENBRTHD77,133FT(ZS25F -

15,2003 7T) °

REE-T-—FR-_T-_TFA=ZTHLFE  EESHAPHEEEEHNOT :

T —F ZETF
ZETT ZETT

R EE &
»tHB—A 6,416,425 6,243,894
BiRE WAREINER 10,082,237 9,781,733
AR TR B = (802,784)
BEAHIIE (9,479,159) (8,806,418)
RANA=1+8 7,019,503 6,416,425

RZBZ—FXNA=1H EEHRBENREAPEAEERBENAENTBEAEGES
5,880,831( L (=T =T : 5,364,119 L) & 1,138,672% L (ZFT =T : 1,052,3063%
JT) °

8. HEERD (BELEA FREAREBEAL) ETHXZRE&R

KBASGTEANBEA T EREEEF RN ESKERZE 2RI ENENEIREEERT
Al(rReEe<shl]) MAENBEEAT - BB ARGFEAD B AEE IR E TN
BRA R ELEBETRE (TN ERAR - EERKREEEFNINEBRAFAERE
EARKMBAR  ELEBEEFTRY (37N%) BR 27 AHSBC Holdings PIciE NHIBZAR]
EcHEAER (BELEA - GRAREBEAL) RERTINABERS IR BEEEBIR
FRE— MRS R RETT ° BB ARGEARA - BRI XEEESI - ESHEECE A G
ARBEATETHMRS -
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SRS -FER

B mERMET @)
8. HERES (BELEA  ERAREBEAL)ETHNRIRES (B)
(a) BEBEARGITANBEEALTETHINERS
REE_Z-_—F XAZTALEER KEARESHBRENLEERN  FBREBBA
I State Street Global Markets, LLCRBBEAANBEBATES LEELRITERAG KL
EBLBELRITERABBRESIT  MINERZFEITHNR HE(EH588,216,725F T

(ZE=FF :969,581,418% ) ' EBE_Z=—FANA=Z+THILEFERELINER S
BEMN100% (ZT=_F4F : 100%) °

HHNER 5
NGIEY HNER P B WEBADL
E %
T4
State Street Global Markets, LLC 66,271,155 11.27
AR L BEZRITBERAA 127,085,508 21.60
EB LBELRITERAFBENTT 394,860,062 67.13
—EFF
State Street Global Markets, LLC 54,700,000 5.64
ER LEELRITERAR] 249,056,833 25.69
BB ESELRITERARBESTT 665,824,585 68.67

RBEZ-_—FR_Z_ZFXA=THLEFEA  LAMIIKEAREFREANEEZA
TEREFREGRFEASEBERETREASFVIINERHEREEEZE -REBEE_T -
—FRZZEERAZTHIEFER - WEMEEARGEANBEEA LI EMERE
ik
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8. HEEF (BELEA ERAREBEAL)ETHRZIRER(E)

(b)

(0

(d)

BFEEN

hEES
—E--FFR

RZZE=Z—FXRNA=1H KBANESESABETERSFEASNEMNESEN (=
ZTFE) BAELBELERITERAR (ERANBERS) EARRETFEHREA
#74528,593,095AXE S BN (Z T T4 : 28,083,247 MRS ELL)  (ERE S EEFED

93.24% (ZZ =T : 92.64%) °

EEE

HEeARBEAXN-SETEE EEERAZRG  YNESAAEXN  UEENERTH

EEFEMET  AUFELENT :

BH10f83ETT

BEN2EBSTEET

BEMN2EBSTEET

Hig

*  WAERATEBMEMHEARE SEANERBRNMENERSEF0.25% -

EEAEH

HeAEEAXINEEAER ERRABRARARF  XNFA AR
BEEFENE - 84/50.05% °

* WEEAAEBRENFAEARE=AANERBANMENERSEF0.15% °
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—FFR

MWK EE (@)

8. H

RERS (BEKEA - FEEAREBEAL) ETHNISRER(E)

(e) $RITHER

(f)

EFRANEED (AEBLSESRITERRR) FEESNRITER - REXHFHBL
T

30.06.2021 30.06.2020
S e
RITHEER 29,247,055 8,828,282

REBE-F-—FR-"T-TEAAZTALFERN  ATREARABRRZIEEES
PATERB A RIS A BES (A5 S ERRTERAR) B,/ K,/
RESINE

#7%230.06.2021 #%30.06.2020

IEFE IEFE

E L

F B U A 13,631 58,703

FERXZ 8,392 15,564
®’E

RZZB_—FR_Z_TFRA=1+H BeHREAGRESTEANBES ONELHRERE
%EHEE%(EE?J‘H)EEE& A) - ZEREFBEMT

30.06.2021 30.06.2020
T ETT
®E 3,745,325,374 3,631,886,293
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8. EMEN (BEEEA  EEAREBEAL)ETHXSRER (H)

(0) BEHEERH

BE_Z-_—FRF-Z_TFXRA=THILFE ESHEFRANBE

Pl fERBEAREERIE) AIUBHEERH - ZEXZFBHINMOT :

#7%30.06.2021

IEFE

e

HSBC Bank PIcfEsB R P45 A 9 & 110,211,589
IBHSBC Bank PICVAEBAEER S 485,468,588

(h) BEEARGTANEEALTETNESRS

hEES
—E--FFR

75 (BPHSBC Bank

#%30.06.2020
EFE

E
92,691,825

626,350,260

(i) RBE_Z_—FR_ZF_TFRA=ZTHLFE  ELEBETANBBEAL (ER

BRREN)ETNEFZZMT

UNGIEZY BERXS%E
e
e e
ELRT(FE) BRAA 32,453,018
BB ESELRITER AR 20,652,317
ERELLBEERITERARIERDIT 4,425,923
SELERTT (FTIN) BRRA A 52,008,930
—E-FF
ELRT(FRH) BRAA 47,353,499
R LEELRITERAR] 47,118,681
SELSRTT (FTI03) BR AR 139,132,276

BS)

HEXSHEME
£

37,816,917

21,423,036

66,168,745
13,852,972
97,045,142



TEES

“E_FFR

B R M & (2)

8. EHEFES (BERLEA  FRAREBEAL)ETHRERER(F)
(h) BB ARGBIANBEBENTETNESRS (B)

(i) RBE_Z-_—FR_ZF_ZFRA=ZTHLFE  ELEBETANBBEAL (ER
RS BARIE) EITHESFIST ¢

RHHE RH4RE

NCIE 30.06.2021 30.06.2020
L L

ELIRIT (PR BRAF] 77,128,217 113,522,244
HSBC Bank Malaysia Berhad 13,892,756 55,739,887
PT Bank HSBC Indonesia 29,273,078 52,769,162
EBLBELRITERAR 23,256,591 67,375,046
BB LBEZRITERARERNTT 35,569,276 50,524,759
EALBELRITERARERDIT 21,429,748 48,020,913
JELRTT (FTIN) BRA A 50,380,033 45,040,885
B LEELRITERARERENTT 13,270,197 33,582,724
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MR EE (2

8. HEEF (BELEA ERAREBEAL)ETHRZIRER(E)

(i)

AELASEEARHEBEA T O EARERE

() PEE-Z-_—FR-ZF_ZFRA=ZTHLEFE  BAEFEALEBEA LN
SREAERSN  RAETAREBEA TN EMBBRENT

#H=E H=E

30.06.2021 30.06.2020

IEFE IEFE

ET e

AR B BRI 7 2 76 83
BETXTEBRIBITFES 662 623
REFEE 11,975 14,970
e EEX N 2,250 5,000
Hb gL 12,501 12,603

* RZFRERBEIHEREF K -

(i) RBE—_Z-_—FR_ZF_FFHA= +EI¢¢F BRIEAEIE AN EEES - ]
A [0 3 A\ SR A 32 LA AR A R

9. Hftt#EM

(@)

(b)

EBETES

EERTEEDAERERNESEREMEIT - EEETEBREASTRFHEEFEN
BEEMEK0.0175% (=T _ZTF : £FR0.0175%) IO BURERHE  FBREIVEL
184,000 (ZZ =T F : F8184,000%7T) ° IREUSHEELH R - WERESFTHR
XA o

RIERIEE

£ & [MAHong Kong Conversion Agency Services Limited Sz RGBS - RISKIEAB B
BB RELEFRNE RRAR 2 HEERE RELOES BURIRME TRE - 2FEBEH
igﬂﬁgﬁﬁuf)\qﬂ%iﬂk&x%l?%’:(F*RﬁgﬁﬁJ) LA B A i (B0 2 < B8 07 B 17 B 48
FREE ZFBIE BRI R ES B o

R &SP %5,00087T - WHESXZ -
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MWK EE (@)

10. BBEBRER

(a)

(b)

FHERT AR

ESHKRERREEHNKRERARAXA - RHZEMESED RN E DR - HERER
MIEHRMEARERFER - MEEEATNBN - DNLEARBEXEESRBEMET
FRENTNEREEEFNRENRER - DMNEBREEFIRBERIEHER
E o Y AEEESERNKNES

EeASNARSETERR  MXAR SERR  REBEAR  BEERREFETS
[\ o

ZERBEASANEEZERRNSIAEERERBERIHMAT

M EER
mERRDESRTANEERTEZIMERKBHNEAR  THZSEHEHNTEHE

TR ERZRIFEMS LA TANEZMSIE -

Ee ABHEMarkit iBoxx ABF)ZZE NS ERERIRTMAR » HRE S [ 5 60 i 55 [\ MR B2 P 26 M 45 8K
MREBABIER - KB AZBEFRREMASNEIENEEMERERNTHEEIA - U
EEESHHENTHEAR - RER - BETSARAT

ZE5I-F ZSC%F
N R HEESE N R WEESE
T T BAk T T ARl
RE
- BHES 3745325374 3,657,902,336 100.16  3,631,886,293  3,579,994,418 99.94
3745325374 3,657,902,336 100.16  3,631,886,293  3,579,994,418 99,94
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10. HARER (F)

(b) HEEE (&)
AR

TREIESNE
miZREE -

P s R T 5 R R

A
N
ENfE
D CiikeH]
FEEE
N
L
ZE

RITZ—FHZ=T=

WIREWNT :

BB
8 B R AP
FINE BUR

M5 PR T 5 R,

% BRESEBFERES

938,277,802
310,815,034
294,156,346
432,695,041
241,005,536
588,301,708
576,266,702
363,807,205

hEES
—E--FFR

B EE AR AR RS

912,466,936
308,998,779
282,523,479
417,782,801
213,102,425
570,539,673
570,973,705
355,498,495

3,745,325,374

3,631,886,293

18.47
10.24
13.98

TENA=ZTH  TEBAESEEFE10%HE BT AMET

18.32
12,15
13.68

REBE-T - —FARA=+HLEFEHME - BEEHLET438% (BE_T-_FFRA=T

AR —FHER : EFF5.57%)

A=+H®—FHE®H : EFA5.01%) °

37

MESHER(BFERE) LA3.80% (BHEZT_TF <



WEEE
SR -FFR)
B R SRR Y (42)
10. BIBEKRER (&)
(b) MERK (&)
5 E s ()
TRBABRER A THHESEMNFEARGEEFENZEEESEENRR

BRSO DEMABREUASEBS L B T - MAEEMERERTE  URES
RERRERBESENBTREBEMEHNBRRIESL -

T —F —ZEEF
M5 Lk
£t ¢ s £t g 2
% e % T
+/- +/- +/- +/-
Markit iBoxx ABFZ a5l $5 8K
(BAZETTEHE) 5.00 187,266,269 5.00 181,594,315

R : BB HERABIERERIZARNFELEE - Wit RES EAEEHMNBERE
MR EETRETHARESRESARKY - AIEEF] -

@B AR BRERANE EEMRN [ BER| 2 FE - DAL FE RIS EUEE ST
MERED -

ERBEDNEHESS] MEDRYETEAEARAEES - THERES L EHE
BT EEERBYTSRB R MEBRENEAMEFIELIET -

(o) F=mEb

MERREERTANBERMSM XSS MR KBNEAR - ERRENFZRR—K
VK - MEBRENHEZRBRERS °

ESABOERMEEDFE  RELSRERHEN X RS MEEREARR - EFIFHER
SRR SFEYREHTEHEKE -
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S 5 R R B o )
10. HARER (F)

(o) FIREE (&)

MEEE

—E--FFR

KENEBERESEMSRARAREREZES XMRARER - B ERIBREERD

HERERIKEMAS -

TEREAESHEEOMNXEAR - AP BEESRAFEIIENEEREE

EEARIHAAPRPESHE

730.06.2021

WIRA W EH

—E LR Sk BRRF TR =
T i e E ZT
BE
&& 140,141,223 1,371,360,314  2,233,823,837 - 3,745,325374
[EY A B - - = 36,614,428 36,614,428
Hin IR 95,135 - - 23,838 118,973
RITRE 29,247,055 = = = 29,247,055
BgE 169,483,413 1,371,360,314  2,233,823,837 36,638,266 3,811,305,830
=
i 1 BB 7 B (308 - - - (32,939,703) (32,939,703
[ERERER - - - (30,596,646)  (30,596,646)
EREHER - - - (62,630) (62,630)
ERETEAER - - - (155,835) (155,835)
ERERE - - = (1,036,114) (1,036,114)
[ EeEEE - - - (208,472) (208,472)
H{ R FR - - - (7,104,935) (7,104,935)
BB ARGEETE - - - (3,739,201,495) (3,739,201,495)
LV o = > __ - (38113058300 (3,811,305,830)
FEHBEZREE 169,483,413  1,371,360,314  2,233,823,837
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TEES

“E_FFR

B mERMET @)

10. BIEEAKRER (&)
(o) FIZE@ER (&)

7430.06.2020

—EHA —ETf BBRF Tit & =
ET S T EIA T
BE
BE 95,203,521  1,372,483,329  2,164,199,443 - 3,631,886,293
R - - = 59,839,372 59,839,372
Hit YR - - - 22,809 22,809
RTRE 8,828,282 - - = 8,828,282
BEE 104,031,803  1,372,483,329  2,164,199,443 59,862,181  3,700,576,756
8
ERELEER - - = (58,639,086)  (58,639,086)
[EREHER - - - (65,163) (65,163)
EREEARR - - - (158,657) (158,657)
ERERE - - - (675,608) (675,608)
RS TER - - - (208,473) (208,473)
R FE - - = (6,649,248) (6,649,248)
BUREARGEETE - - - (3,634,180,521) (3,634,180,521)
s S e A S BJ00ST6T50 (J00ST6750)
MESRBEZEAR 104,031,803  1,372,483,329  2,164,199,443

RZZZ—F-A=+H WHERTH, LH0EEZL (ZT_FF : SoEEE) -

MATBEMEHRERZFTE  AFAESEMNFAEARGEEFAEBI M B H

142,243,0953% 7T 52 132,324,919 7c (=T = Z 4 : 138,862,0385 7T 2 128,759,016
7T) - WX ZRREFESFMEMLGM, R -

Bk BHENEBENETREFE  YEEFPRBRZFMNERBREFETER -
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MEES
—E--FFR
S 5 R R B o )
10. HBEBRERE ()
(d) FERRZHFRAR
FERRSHFRABERTAXRZUF TR TR B BB ZFBORR -
FIARAFNRSHERBATLLR I EEE /T o RS LA E R E RS D AR

BREAZN HHHBRZRZAERBOEEER - BEESF  §ELLEURMELRFX
IR - fEPR—TREBITEE - MEBEE/RSEUH

S Bt

SRREEZXZHFETRBNEREETIERBRITER  TEAMFEERERE

TERBAN-Z_—FR_ZE_ZERNA=+THEFRRBRITIEEEANEENRERES
EFEEA

7430.06.2021

EEFR
=TT FEFR ERR
B ARBIT
HB EBELRITERAA 3,774,572,429 Aa3 B R
EIRFHFHTE A
HSBC Bank Plc 110,211,589 Aa3 B R
JP Morgan Bank Luxembourg S.A.’ 288,449,854 Aal BT
730.06.2020
EEFR
ETT FEFR ERARR
B ARIRTT
BB EPELEITERAR] 3,640,714,575 Aa3 BEFIR
EREHFHTE A
HSBC Bank Plc 92,691,825 Aa3 [ ERE
JP Morgan Bank Luxembourg S.A.! 262,828,451 Aal BT

' JP Morgan Bank Luxembourg S.A. /% = KR @AEIE A - HFE A EEIEHSBC Bank PlcfaH ¥
BRETEMAREE RESBERTEBRE
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WEEE
SR -FFR)
B R SRR Y (42)
10. BIBEKRER (&)
(d) FERXZHFRR (&)
TREREESIEFELRKBoxxZEFTRDH

HEPRIE S &) 77 AR &

4% (Markit iBoxx) —E-—& —E-TF

1518 & % 1518 & %
AAA 15 14
AA 22 24
A 36 38
BBB 20 18
ELEAR 7 6
A&t 100 100

REBE-Z-—FR-_ZT-_TFA=FTHLFE ZLEFEL-BREFEETH - E2
NENESEEEDNEAEREEREBAMETT - EEEE N ENEIMNAIL KR
PR ZERIE o e H St E B EMRESR - BTSRNES SR SBBT ISR EST
BENS0% - E2 R gREETAENELEHES - BARRBRRTAMEERERE
RO ESEERERZHFERNAL - BAl - BFBERZEHREREEAEH
BEEHTAIR REEBEH[AIRAFERHIAIBNRBFE - EEFE - F2H
ERERRH CREER)

EREFESEERZN—87 REFERHANDBEA - ESBREERR - REES
BBEHESFRREEN100% - FREMELETHE - REFBEANSHNERRUAS
ERBES  FRBBEFR HEMERAREREEROATHNELREEIRE - &
RIFRSEA R - SERERAREBBRFEFRNBBFER - EREREAAGHBRAE
HITAIR  BREZMELTAIFSEREH A RO KPR - MHEF R B BEuroclear
SARRERRAAEES  AXSGNERREABEACHERIRSENT  AIESH
EEIXRERR ZERSERRTSREFNE - REERRBHAHSBC Bank Plc(fEA
RITR)FHE - ZER T EREEFERERAERRETHIRE -
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MEEE

—E--FFR
MR E ()
10. B EAREE ()
(d) EERXRZEHFRAK (&)
TREZHFEEREARREENEETR (BRREBEBTRRE) DM -
730.06.2021
R @A
R @R HEE FETR? EHRRATE BHEE
ET ET
BNP Paribas London Aa3 31,226,799 29,699,652
Credit Suisse AG
Singpore Branch Al 257,223,055 245,288,001
Nomura International PLC Baal 110,211,589 104,495,854
398,661,443 379,483,507
7430.06.2020
R @R A
R @R EE EETR? ERmATE BHEE
E E
BNP Paribas London Aa3 13,872,021 13,193,294
Credit Suisse Securities
(Europe) Limited A1l 248,956,430 236,920,207
Nomura International PLC Baa1l 92,691,825 88,046,787
355,520,276 338,160,288

7 mREFRRBREANRARSHFREBREEFR
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TEES
“E_FFR

MWK EE (@)

10. MBEREE (&)

(d) EERXZEFER (&)

(e)

R-ZBEZ—FR-Z-ZFXA=ZTHE  FRENRSEERXZHFREBRANU T
MRS ERE(E

2 —F —ZTEF

E E

"E 3,745,325,374 3,631,886,293
PR 40 BR 5K 36,614,428 59,839,372
H A R IE 118,973 22,809
RITRE 29,247,055 8,828,282

3,811,305,830 3,700,576,756

KENEBEEARBAEBENIESEETRIEERFZBLRFHE  RORRRERS
FRET AN BH R 5 R A KIEERS - URHIESNEF T ER

HEeRAROEX BHENRRKENBRXFEEERBRRERCEERE RN
—FRZZZERNA=TH  BEKFIER - BRERERT - RBEEKRFIARRTT
BegR—EARIHEN EREEEEEARBEEERRZEREL ST LATEEE
e EEERREANBEEANT  DERSGHTFABEEHARITAHORENRKRE
N Bt WEKIET —EARBEREREREERERE  TRETAEABREREEES
METEEE -

TREDIE R
nEBMERRIEESEENEAE (BEBEEER) HEBRBIAIRIKRAZER

ESHHYEAHBERESEMNZER - KEABESHARBNEERRNERTHE LE
BE2RE  ZERATERHEEER -REE T - GFR-_ZT-_TEXA=TALF
B EEEBEHMEFEERS - R_TE_—FA=1+H 379,483,507 (=E=_F
4 338,160,288 7T) MR A TifE a7 R AR EKIELR -
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TEEE
T -FFR
MR T (2)
10. BB ERER (£)
(e) REMER ()
TREBUFEBZAVIHAZNGBEH  BoEe 2k TEeMABEEMEIBER

ZAHN c RPFRBNSEHRANKRURRERE - T 2A&BKREN T —@EARNIIEH -
HMRRZVETK  HESRSNEREE -

—@AR —E={@A —@ANULE
e e e

730.06.2021
A& [o] 8 (i FE < SR 1B 32,939,703 = =
FEfFH S A2 BR 3R 30,596,646 = =
ENEER = 62,630 =
ERETEAZR — 155,835 =
ENEREE - 1,036,114 =
FE RS RT R - 208,472 =
o fth S R IE 3,198 82,234 7,019,503
ESCBEMNBEARGEEFE 3,739,201,495 = =
BRASR N 3,802,741,042 1,545,285 7,019,503

7#30.06.2020
FETAR 4B BR 5K 58,639,086 - -
EfTEET &R - 65,163 =
E{EEAER - 158,657 =
ENEEE - 675,608 =
EIE SRRt B = 208,473 =
HAbfE SRIB 176,196 56,627 6,416,425
A BURBAEBGLEEFE 3,634,180,521 = =
BHRBESR N 3,692,995,803 1,164,528 6,416,425
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hmEES
SRS -FER

MWK EE (@)

10. MBEREE (&)

(e)

(f)

REMEER (F)

HeEMREMFRANBEMNREERIER - A - FrEARKEATERN - ERAK
BENRHOIBMTE<SERRERY  AREUFAA - RETHERHRBEESEMN -
RZZEZ—FRA=TH #HE-B(ZT=ZTF : —R)EURFRBA(RESHREF,A
BRUFAN) HEBBI0%HNES B - FIEF2HME13 -

EeBBREANAPENE —EARUNANERNRENERERPESRR - TRIIRT
PR EEMIBRREIE -

—fEAA —Z+_-{@A
e E
7#30.06.2021
BEE 3,811,305,830 =
—EAA —=+_{@A
ZET E
7430.06.2020
BEE 3,700,576,756 =
EEmEE

ERERESHRTAEEREXESmKE AL

EeRBEANEERXTUNEMTIRERIIEZEERARE - ARUEMERIIEZE
ERBEBESBEEXBH NG  KESTAEERAR - #AZSWEEG2EY
HEE) - BEIE AT BB « BBE B MEMIRERE (FI2E RN A E R
BHE) M LR E REBINES L AR E R Z B ER -
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MEEE

—E--FFR
B mERMET @)
10. I EAKRER (&)
() E¥RAR (&)

TEREBINESFAENELRR :

—E-—F —ECFF

ETEE ETEE

I 311,626,538 310,408,976

EfeE 293,682,429 284,486,170

B 433,088,934 416,589,366

FERERR 240,327,117 212,642,078

AR 933,189,719 910,195,461

AN TT 588,506,803 573,248,181

EE 575,873,582 570,934,316

B3 363,846,997 356,009,041

TRBIIER ERINT 2 ESFARZ T ZEXRAKRNEN, R - HELHFE ARIGF
BEVE EHONMBRREXESFI LR, THRETESL (ERERBERDFHELTS
EZEERBREFEITER]) - MR RIS IE 2 ERE EHETT -

T —fF —EEF
g E B %
% ZETT % =T
+/- +/- +/- +/-
7SI 1 3,116,265 1 3,104,090
EfeE 12 35,241,891 12 34,138,340
o) 12 51,970,672 12 49,990,724
FRERR 12 28,839,254 12 25,517,049
AR 11 102,650,869 1 100,121,501
AN TT 8 47,080,544 8 45,859,854
EE 12 69,104,830 12 68,512,118
ES 7 12 43,661,640 12 42,721,085
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TEES
“E_FFR

MWK EE (@)

10. MBEREE (&)

(9)

(h)

HEWIS AR

HeRANETHER/FETSNIMNESTS - RETSAEIIBERENRZEHETIS
HENFERR  BFETRY  BFmEEERERE  BRKEEERA ML
RRBRIMNEES B EMEERLRIIRS  ARAEHEABTANEHRD &
WA XHEAEEARS KBWERKBERRER  TEHNRE : EFTHEER
L HERE TR REEER  BFTE : THSRERRBRERA : AEFLKEAR
BRES Rt g RBERBUA TR

EeKHEMAERESR (AARIMNAMERESEE) HRAMR - KESEHOHETS
EREREEENRRABER - EA-RERES  KEABERRESHTIERHE ()
wmiStERPR) BEBEENSHETHE  NEEESEHNNET SRR -
BEREBRER

HeETMBNBAARGEEFERT - EURFEARGEEFELEIERAER
P ARESEBURAANBRAE FTAZHRELERD - REREARE - Z2WER
ERREESEFELCENRN  UNRREUFAARMKER LAEMESRA ARM
Fad  ARRFEEEAUASFHRRESNIREED -

RRFLAFEEARRRE - ESURT IIISBEABBR

- EREFEABEENTHERBREENRYE &

— BRESERRORMBAROEONETESEN -

ERARKEARBAFEARGEEFENEERERELEER -
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TEES
—E-FFR

MR EE (2

10. MBERERE (&)

(i)

AT

HERMESEEMNSHEENARNAFERBEFRANMHSENEIR EEHE0E
BEETSRERERETRE -

EREANNSNERRBESZSM X558 K12 EAAL  EERBREZEREE
5 MZEBERARBRLATRZELETHNEBNERT SR HE  ZeRITABKRRE
RIS ESRE -

AREER AR BN RN RBRNRERBERASATENNE - AURENESRAE
AFERESHEUSBRTAABSNER TSN ZTTERKREORSRENRERE -

ERAREEAE SEACERREBHERAEBM Y AT EEBRBATEHE -
AFERBEATER

- FIERARESRFIEANRRERNEERREEERT ISP AIRBHORE (REH
24

- F2EHARFIEFEENHRESN)  BEXEENAEREMEA  JAEERXH
B R

— FIBBAREELRBNFAEREHA -

AFEFEEATFERBTNDRANERE AT EFEERM SBRAEEANRKESRE
AMEEE - Bt - BEBAZEZUETIREREBRFEEMTE - RAFEAEMFTOE
RPAFTZEAFE  MEXABRDERIFAIBRBA  AZFEIAFRIE - GEX—§
AHATEAEEEME < BEREMFEAE  YEREEXABIHEAE -

RIEMEABR|FEESNEAHE - EERRUBEREREHBEOERREATSA

ZRIRFERGE - AR ESS - EMOBRERN UENAKRE TREEENTHEE -
B BERS BARE TSN ESRREY -
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TEES
—E--FFR
MR ()
10. BIEEAKRER (&)
(i) AFEMGE (&)

TREFRATFTERBTITR-_Z_—FR-Z_ZFA=ZTHEHNATEFENESR

‘g
730.06.2021 &1 FE2E E3E “Et
E s ZETT ZETT ETT

BE
— B%ES - 3,745,325,374 - 3,745,325,374
- 3,745,325,374 - 3,745,325,374
730.06.2020 F1E F2E F3E et
e ZETT ETT ZET

®BE
— EBESH - 3,631,886,293 - 3,631,886,293

- 3,631,886,293 - 3,631,886,293

HEEERERTESRENREBRFI1IESRARE R_F_—FR_FT_FFA=1
B E2UEFFENBEE 1 BESROKRE -

RTEARZNERTA  BREBEEERTHRE SCHREXEMETIBEREA
SHOBRERR  BLBF2EER RS- —FR-T-TF A=1H EcHEE
FLEEPNEBEFRE °

BFEIBEFENRERRTERS  AREERFAEREA - R_F_—FR_FT_FF
NA=1H E&REREERNBEIBERNERE -

HEZ-_—FR-ZT-TFSA=THILFE  SELBLESE -
EEFERRMBEEREE - BRAREABER ARSI - EREAES AR FESER
gL -
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TEES
—E-FFR

MR EE (2

11.

12.

FERFERH

KIBAMKHIBBEMALTZRAEBEARESFOETRS  ERETHERSHEANA [&E
WITIZ2BR%E > MEMATZRIBARKEASEEAEEATELRNZE - BREZZHET
B REEAREEABEALRENER  REREMN @S e ELIRE AL EEAEEALR
SEEG  REKIEMNR (PINHRRFARS - EREHETE RO LATIRE KRR
BERY)  HRMZUEEEBEMAEESERES  YARSESZRBRIELER - A
RE - ZEBRLRBAUELTEERE  E%8  RE  —ROTEBRIRYE - —BRPLER
BERTE  SRER EEFEIERSEFNR -

WRE-T-—FR-F-FEAASTALTE  SRALHEESSOMARRHRRE
A 3EE 8 Fa -

2K

—T-—F —E-TF

Em E
FEREEE 2 K5 R - _
FEFBA 137,947,591 178,199,159

R ER SR
—R-ZE——F— A=HE 530,686,824

EeBUSTNEESENM1.27ET (38,972,267) =
—R-_ZE_ZTF - AAHE530,861,3541&

EeBUSNEESEMN1.42ET = (43,823,123)

48
—R=ZZ_TF/\A=HE$30,354,6141&
ASBNINEESENMN1.23ET (37,336,175) —
—-R=ZZT—hENA—HAE531,615,774&
ESBNSINEESEN1.64ET - (51,849,869)

FAEBEESBEURBARLEEREZ
AP IRIA (61,639,149) (82,526,167)

FREBZADTREA = -
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TEES
“E_FFR

B mERMET @)
13. A EPER

KEARRESETRBEERDL  YRBEEARMAMELRBIERE 2 B WE KE

B S ET

KEANGEESHNERBREAS  URRESRAFALENH - KRANEEDIRATERE
RE-MHEERARE MESRAZRBEEREWIRTE -

E&miRE B IERSIRM EMarkit iBoxx ABFZIRMIEE 4R8O (HIBR & A KFXAT) 8%
FEH)IR A A o

RETREAEHESEE AERRRNAINBENREER  BREMBHREENNOFE
MERRATE—2K -

HE-B-—ER-_FE-ZTFA=1THIFE  AIREDIBIEZF o

HESHNEHEBHRIBZEDAMBETHE REZDER - RSB ARARER TR
BHBERTNEBES

1xxﬁﬁg%&"*ﬁﬁj#méﬁéﬁ HEe R —AsE2HNREAS - FRM10b)BHHE
—BIOTARTHESEEFEBRAD 2 THRERE -

& miaRfE A Markit iBoxx ABFZEEMIEE - R=F=—F /XA =1+HEEE KD RAIEIE
HiBB10% (— BT : &) o

HEeMBEE —ERELHNESELREAER RE_—F X A=1+H —R(ZF=-F

F:—R)BUKAN(RESHREBPNEMHAAN) BEEL10% A EMEL - R-FT——
FRAZTH ZERBPABEAFEAREESI3% (ZT=2F : 93%) HYBHL -
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MEEE

T -FFR
B A SR R Y = (42)
14. BHRLL=E
—E—F —ZETHF
7 b e 0.18% 0.19%
R R 14.59% 24.32%

13-

16.

3

T RREFMEREEEHS ((FIEREEEHE]) BENESITE - MRFEROI L RR
FREE LT 48%586,939,518% L (T T4 : 6,912,780k ) RIAFHEEFIES, 775,766,745 7T
(ZZ=FF :3,638,494,333% D) 518 - KEAXBEIRE (WER) LA MR IRA - %
BRPE - FISIH  MEBEMHAEAFELRZDR - INEKE BB BERHEEMESHMELNER
REBERERNE  WRECHERORESIEMSRAMEELNTE ECTEITEMEERRE - F
HEEFEHRESREBRMESE -

HAELEBLERDYRIBEBREFETAMEINNOANTE - HAEEBURLBEELHENLEER
K% « BIAERIIR & /85 5550,936,073% L (22 =2 4F : i EFE884,984,816%% ) BRUAG R EHEE
JF{E3,775,766,7455% 7T (=2 B4F : 3,638,494,333%7T) 51 H o RAFAESF KM A B EMEN
BRI EBEAFELR BN EAECHERER | ((BRASBREUSE LR ) NER  AFENE
EHE BT T BEELAE REMRZFHA

HHEARSHE

REFHERE  RN-ZT-—FLtAtH EeEMEEARSEMIKE1.37ET - FEARSER
—E-—FNAZHRMN  c RZBEZ—FRNA=TH  BUKRBARGEEFELEFA Lt
FEASAR R -

ISR AA A

AU BHRRENR T —FNA T =HRETAREEARAE
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hmEES
SRS -FER

REAE REER)
RZFEZ—F~NA=+H

EX - ZuBuBESS
LS

T E(25.09%)
AGRICUL 4.39% 08SEP2027 (INTERBANK)
AGRICUL DEV BANK 3.83% 06JAN2024 (INTERBANK)
AGRICUL DEV BANK CHINA 3.75% 25JAN2029
(INTERBANK)

CHINA (GOVT OF) 1.99% 09APR2025 (INTERBANK)
CHINA (GOVT OF) 2.68% 21MAY2030 (INTERBANK)
CHINA (GOVT OF) 2.75% 01SEP2023 (INTERBANK)
CHINA (GOVT OF) 2.75% 08AUG2022 (INTERBANK)
CHINA (GOVT OF) 2.77% 24JUN2030 (INTERBANK)
CHINA (GOVT OF) 2.95% 16JUN23 (INTERBANK)
CHINA (GOVT OF) 3.02% 27MAY2031 (INTERBANK)
CHINA (GOVT OF) 3.12% 05DEC2026 (INTERBANK)
CHINA (GOVT OF) 3.13% 21NOV2029 (INTERBANK)
CHINA (GOVT OF) 3.19% 11APR2024 (INTERBANK)
CHINA (GOVT OF) 3.25% 06JUN2026 (INTERBANK)
CHINA (GOVT OF) 3.27% 19NOV2030 (INTERBANK)
CHINA (GOVT OF) 3.28% 03DEC2027 (INTERBANK)
CHINA (GOVT OF) 3.29% 23MAY2029 (INTERBANK)
CHINA (GOVT OF) 3.39% 16MAR2050 (INTERBANK)
CHINA (GOVT OF) 3.4% 17APR2023
CHINA (GOVT OF) 3.51% 16JUL2025 (INTERBANK)
CHINA (GOVT OF) 3.52% 25APR2046 (INTERBANK)

)

)

)

)

)

)

)

)

)

)

)

)

)

)

)

CHINA (GOVT OF) 3.64% 09APR2025 (INTERBANK)
CHINA (GOVT OF) 3.7% 23MAY2066 (INTERBANK)
CHINA (GOVT OF) 3.72% 12APR2051 (INTERBANK)
CHINA (GOVT OF) 3.77% 20FEB2047 (INTERBANK)
CHINA (GOVT OF) 3.82% 02SEP2030

CHINA (GOVT OF) 3.86% 22JUL2049 (INTERBANK)
CHINA (GOVT OF) 3.91% 230CT2038

CHINA (GOVT OF) 3.96% 29JUL2040

CHINA (GOVT OF) 4% 19JUN2024 (INTERBANK)
CHINA (GOVT OF) 4% 24JUN2069 (INTERBANK)
CHINA (GOVT OF) 4% 27AUG2029

CHINA (GOVT OF) 4.08% 01MAR2040

CHINA (GOVT OF) 4.23% 09DEC2040

(
(
(
(
(
(
(
(
(
(
(
(
(
(
(
(
(
CHINA (GOVT OF) 3.54% 16AUG2028 (INTERBANK)
(
(
(
(
(
(
(
(
(
(
(
(
(
CHINA (GOVT OF) 4.31% 24FEB2041
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730.06.2021
HFEE

70,000,000
70,000,000

140,000,000
70,000,000
120,000,000
80,000,000
93,000,000
100,000,000
230,000,000
70,000,000
200,000,000
190,000,000
400,000,000
50,000,000
70,000,000
36,000,000
70,000,000
50,000,000
65,663,000
20,000,000
120,000,000
170,000,000
100,000,000
20,000,000
30,000,000
55,000,000
20,000,000
90,000,000
20,000,000
40,000,000
60,000,000
90,000,000
30,000,000
30,000,000
30,000,000
20,000,000

730.06.2021
MAFE
E7T

11,819,525
11,257,353

22,397,801
10,566,196
18,059,942
12,695,648
14,837,206
15,116,582
35,879,823
10,825,448
31,726,319
29,625,408
63,135,158
7,870,429
11,050,544
5,749,840
11,032,879
7,481,162
10,384,243
3,223,468
18,507,914
27,434,256
16,057,937
3,102,145
4,741,743
8,881,531
3,317,888
14,742,818
3,293,135
6,688,384
9,632,727
14,848,828
5,014,231
5,076,913
5,126,174
3,492,176

#30.06.2021
hREEFE
MADL
(%)

0.32
0.30

0.60
0.28
0.48
0.34
0.40
0.40
0.96
0.29
0.85
0.79
1.69
0.21
0.30
0.15
0.30
0.20
0.28
0.09
0.49
0.73
0.43
0.08
0.13
0.24
0.09
0.39
0.09
0.18
0.26
0.40
0.13
0.14
0.14
0.09



REMAS (REER) (@)
R-F=—FAA=+A

EX - RuBUESS (&)
LiER (&)

I (25.09%) (&)

CHINA (GOVT OF) 4.35% 15NOV2062

CHINA (GOVT OF) 4.5% 08MAY2038

CHINA (GOVT OF) 4.5% 23JUN2041 (INTERBANK)

CHINA (GOVT OF) 4.55% 29SEP2022

CHINA (GOVT) 3.81% 14SEP2050 (INTERBANK)

CHINA (REP OF) 2.9% 5MAY2026 (INTERBANK)

CHINA (REP OF) 3.05% 220CT22 (INTERBANK)

CHINA DEVELOPMENT 3.24% 25FEB2023 (INTERBANK)

CHINA DEVELOPMENT BANK 3.18% 05APR2026

CHINA DEVELOPMENT BANK 3.48% 08JAN2029
(INTERBANK)

CHINA DEVELOPMENT BANK 3.65% 21MAY2029
(INTERBANK)

CHINA DEVELOPMENT BANK 3.74% 10SEP2025

CHINA DEVELOPMENT BANK 3.8% 300CT2036

CHINA DEVELOPMENT BANK 4.04% 06JUL2028
(INTERBANK)

CHINA DEVELOPMENT BANK 4.04% 10APR2027
(INTERBANK)

CHINA DEVELOPMENT BANK 4.1% 30AUG2025

CHINA DEVELOPMENT BANK 4.3% 17MAR2030

CHINA GOVERNMENT BOND 2.75% 17MAR2023

CHINA GOVERNMENT BOND 2.85% 28JAN2026

CHINA GOVERNMENT BOND 2.9% 24MAY2032

CHINA GOVERNMENT BOND 3.02% 220CT2025
(INTERBANK)

CHINA GOVERNMENT BOND 3.25% 22NOV2028
(INTERBANK)

CHINA GOVERNMENT BOND 3.7% 26JUN2026

CHINA GOVERNMENT BOND 3.86% 19FEB2029

CHINA GOVERNMENT BOND 3.96% 15APR2030

CHINA GOVERNMENT BOND 4.03% 21JUN2040

CHINA GOVERNMENT BOND 4.12% 02AUG2042

CHINA GOVERNMENT BOND 4.16% 28FEB2023

CHINA GOVERNMENT BOND 4.25% 17MAY2062

CHINA GOVERNMENT BOND 4.27% 17MAY2037
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730.06.2021
HFEE

40,000,000
20,000,000
20,000,000
50,000,000
80,000,000
80,000,000
70,000,000
70,000,000
180,000,000

200,000,000

100,000,000
80,000,000
10,000,000

70,000,000

30,000,000
28,000,000
30,000,000
90,000,000
70,000,000
20,000,000

100,000,000

330,000,000
10,000,000
20,000,000
20,000,000
20,000,000
20,000,000

6,000,000
20,000,000
10,000,000

730.06.2021
MAFE
E7T

7,063,103
3,521,971
3,534,105
8,031,759
12,898,688
12,428,692
11,150,496
11,037,903
27,977,247

31,463,393

15,708,398
13,009,048
1,579,621

11,649,095

4,842,932
4,545,277
4,977,452
14,091,257
10,946,030
3,039,447

15,892,947

51,836,742
1,603,609
3,302,995
3,330,666
3,325,600
3,418,343

966,453
3,463,406
1,709,830

hEES
—E--FFR

#30.06.2021
HREEFE
MBEDL
(%)

0.19
0.09
0.09
0.21
0.34
0.33
0.30
0.30
0.75

0.42
0.35
0.04

0.13
0.12
0.13
0.38
0.29
0.08

a3
0.04
0.09
0.09
0.09
0.09
0.03
0.09
0.05



hmEES
SRS -FER

REAE CREER) (8)
RZFEZ—F~NA=+H

EX - B0 B8S (&)
LiEH (&)

hE(25.09%) (&)

CHINA GOVERNMENT BOND 4.3% 30NOV2059

CHINA GOVT 2.85% 04JUN2027 (INTERBANK)

CHINA GOVT 2.99% 150CT2025 (INTERBANK)

CHINA GOVT 3.27% 22AUG2046 (INTERBANK)

CHINA GOVT BOND 2.74% 04AUG2026 (INTERBANK)

CHINA GOVT BOND 3.69% 21SEP2024 (INTERBANK)

CHINA GOVT BOND 3.77% 18DEC2024 (INTERBANK)

CHINA GOVT BOND 4.05% 24JUL2047 (INTERBANK)

CHINA GOVT BOND 4.22% 19MAR2048 (INTERBANK)

EXPORT-IMPORT 3.33% 22FEB2026 (INTERBANK)

EXPORT-IMPORT BANK CHINA 3.28% 11FEB2024
(INTERBANK)

EXPORT-IMPORT BANK CHINA 3.86% 20MAY2029
(INTERBANK)

EXPORT-IMPORT BANK CHINA 4.89% 26MAR2028
(INTERBANK)

E78(8.28%)

CORP ANDINA DE 3.265% 24MAR2027

HK GOVERNMENT BOND 1.09% 05JUN2023
HK GOVERNMENT BOND 2.39% 20AUG2025
HK SCIENCE & TECH PARKS 3.2% 11JUL2024
HONG KONG (GOVT OF) 0.16% 22FEB2023
HONG KONG (GOVT OF) 0.33% 23MAY2022
HONG KONG (GOVT OF) 0.51% 230CT2023
HONG KONG (GOVT OF) 0.55% 05DEC2022
HONG KONG (GOVT OF) 0.8% 27AUG2027
HONG KONG (GOVT OF) 0.97% 20JUN2022
HONG KONG (GOVT OF) 1.1% 17JAN2023
HONG KONG (GOVT OF) 1.16% 18MAY2022
HONG KONG (GOVT OF) 1.19% 06DEC2021
HONG KONG (GOVT OF) 1.49% 22FEB2028
HONG KONG (GOVT OF) 1.51% 24FEB2027
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730.06.2021
HFEE

20,000,000
105,000,000
100,000,000
100,000,000

50,000,000

50,000,000

60,000,000

30,000,000

50,000,000

20,000,000

100,000,000
100,000,000

100,000,000

8,000,000
76,000,000
55,000,000
21,000,000
60,000,000
30,000,000
20,000,000
25,000,000
54,000,000
70,000,000

170,000,000
280,000,000
45,000,000
40,000,000
55,000,000

730.06.2021

#30.06.2021 hRBEFE
HATE MESL
£ (%)
3,487,195 0.09
16,132,795 0.43
15,650,293 0.42
14,853,687 0.40
7,752,386 0.21
8,179,361 0.22
9,599,246 0.26
5,078,954 0.14
8,641,244 0.23
3,142,141 0.08
15,787,997 0.42
15,921,140 0.43
17,011,084 0.45
938,277,802 25.09
1,112,206 0.03
9,973,982 0.27
7,671,438 0.21
2,938,422 0.08
7,738,288 0.21
3,870,791 0.10
2,596,511 0.07
3,242,309 0.09
6,939,032 0.19
9,098,498 0.24
22,329,421 0.60
36,430,174 0.97
5,827,081 0.16
5,360,190 0.14
7,390,188 0.20



REMAS (REER) (@)
R-F=—FAA=+A

EX - RuBUESS (&)
LiER (&)

£75(8.28%) (&)

HONG KONG (GOVT OF) 1.59% 04MAR2036
HONG KONG (GOVT OF) 1.68% 21JAN2026
HONG KONG (GOVT OF) 1.73% 20FEB2024
HONG KONG (GOVT OF) 1.84% 09DEC2024
HONG KONG (GOVT OF) 1.89% 02MAR2032
HONG KONG (GOVT OF) 1.96% 03JUN2024
HONG KONG (GOVT OF) 1.97% 17JAN2029
HONG KONG (GOVT OF) 2.02% 07MAR2034
HONG KONG (GOVT OF) 2.13% 16JUL2030
HONG KONG (GOVT OF) 2.22% 07AUG2024
HONG KONG (GOVT OF) 2.24% 27AUG2029
HONG KONG (GOVT OF) 2.48% 28FEB2029
HONG KONG (GOVT OF) 2.6% 20AUG2024
HONG KONG (GOVT OF) 2.71% 20FEB2023
HONG KONG (GOVT OF) 2.95% 24FEB2025
HONG KONG (GOVT OF) 3.32% 25FEB2026
HONG KONG (GOVT OF) 4.65% 29AUG2022
HONG KONG GOVERNMENT 1.94% 04DEC2023
HONG KONG GOVERNMENT 2.49% 22AUG2028

E1fE(7.87%)

INDONESIA (GOVT OF) 8.75% 15MAY2031
INDONESIA (REP OF) 10% 15FEB2028 FR47
INDONESIA (REP OF) 10.5% 15AUG2030 FR52
INDONESIA (REP OF) 10.5% 15JUL2038 FR50
INDONESIA (REP OF) 11% 15SEP2025 FR40
INDONESIA (REP OF) 11.75% 15AUG23 FR39
INDONESIA (REP OF) 12% 15SEP2026 FR37
INDONESIA (REP OF) 5.5% 15APR2026
INDONESIA (REP OF) 6.375% 15APR2042
INDONESIA (REP OF) 6.5% 15FEB2031
INDONESIA (REP OF) 6.5% 15JUN2025
INDONESIA (REP OF) 6.625% 15MAY2033
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730.06.2021
HFEE

15,000,000
85,000,000
54,000,000
47,000,000
100,000,000
70,500,000
160,000,000
120,000,000
147,000,000
55,000,000
36,000,000
31,000,000
55,000,000
51,000,000
55,000,000
56,000,000
54,000,000
52,000,000
36,000,000

73,000,000,000
69,000,000,000
112,000,000,000
62,000,000,000
76,000,000,000
20,000,000,000
14,000,000,000
55,000,000,000
37,000,000,000
130,000,000,000
210,000,000,000
161,000,000,000

hEES
—E--FFR

#30.06.2021

#30.06.2021 HREEFE
HATE O
£ (%)
1,959,411 0.05
11,523,420 0.31
7,262,564 0.19
6,350,083 0.17
13,721,930 0.37
9,521,613 0.25
22,198,231 0.59
16,635,682 0.44
20,659,284 0.55
7,549,596 0.20
5,081,153 0.14
4,444,524 0.12
7,639,355 0.20
6,910,827 0.18
7,790,298 0.21
8,169,574 0.22
7,433,091 0.20
6,983,066 0.19
5,152,644 0.14
309,504,877 8.28
5,857,584 0.16
5,967,246 0.16
10,118,986 0.27
5,815,603 0.16
6,588,099 0.18
1,657,558 0.04
1,298,265 0.03
3,851,725 0.10
2,510,795 0.07
9,132,703 0.24
15,227,572 0.41
11,142,917 0.30



hmEES
SRS -FER

REAE CREER) (8)
RZFEZ—F~NA=+H

EX - B0 B8S (&)

LiEH (&)

B8 (7.87%) (&)

INDONESIA (REP OF) 6.875% 15AUG2051 FR89
INDONESIA (REP OF) 7% 15MAY2027 FR59
INDONESIA (REP OF) 7% 15SEP2030
INDONESIA (REP OF) 7.375% 15MAY2048
INDONESIA (REP OF) 7.5% 15APR2040 FR83
INDONESIA (REP OF) 7.5% 15JUN2035
INDONESIA (REP OF) 7.5% 15MAY2038
INDONESIA (REP OF) 8.25% 15JUN2032 FR58
INDONESIA (REP OF) 8.25% 15MAY2036
INDONESIA (REP OF) 8.375% 15MAR2024
INDONESIA (REP OF) 8.375% 15MAR2034
INDONESIA (REP OF) 8.375% 15SEP2026 FR56
INDONESIA (REP OF) 9% 15MAR2029

INDONESIA (REP OF) 9.5% 15JUL2023 FR46
INDONESIA (REP OF) 9.5% 15JUL2031 FR54
INDONESIA (REP OF) 9.5% 15MAY2041 FR57
INDONESIA (REP OF) 9.75% 15MAY2037 FR45
INDONESIA GOV 8.125% 15MAY2024

INDONESIA GOVERNMENT 5.625% 15MAY2023
INDONESIA GOVERNMENT 6.125% 15MAY2028
INDONESIA GOVERNMENT 7.5% 15AUG2032
INDONESIA GOVERNMENT 8.25% 15MAY2029
INDONESIA GOVERNMENT 8.375% 15APR2039
INDONESIA GOVERNMENT 8.75% 15FEB2044
INDONESIA GOVT 10% 15SEP2024 FR44
INDONESIA GOVT 10.25% 15JUL2027 SER FR42
PERUSAHAAN PENERBIT SBSN 6.125% 150CT2025

730.06.2021
HFEE

73,000,000,000
163,000,000,000
95,000,000,000
150,000,000,000
60,000,000,000
180,000,000,000
94,500,000,000
117,000,000,000
217,000,000,000
216,000,000,000
175,000,000,000
150,000,000,000
172,000,000,000
44,000,000,000
29,000,000,000
56,000,000,000
20,000,000,000
146,000,000,000
158,000,000,000
125,000,000,000
20,000,000,000
150,000,000,000
110,000,000,000
25,000,000,000
32,000,000,000
44,000,000,000
15,000,000,000

58

730.06.2021

#30.06.2021 hRBEFE
HATE MESL
£ (%)
5,089,763 0.14
11,982,681 0.32
6,906,223 0.18
10,613,959 0.28
4,299,492 0.11
12,872,915 0.34
6,705,253 0.18
9,016,041 0.24
16,605,956 0.44
16,621,947 0.44
13,652,043 0.37
11,870,420 0.32
14,025,443 0.38
3,464,609 0.09
2,496,913 0.07
4,831,780 0.13
1,727,790 0.05
11,081,377 0.30
11,220,897 0.30
8,660,246 0.23
1,488,422 0.04
11,616,455 0.31
8,533,847 0.23
2,057,412 0.06
2,621,309 0.07
3,848,130 0.10
1,075,970 0.03
294,156,346 7.87



REAE CREER) (&)
RZFEZ—F~NA=+H

EX - B0 B8S (&)
LiER (&)

JERE(6.45%)

PHILIPPINE (GOVT OF) 3.5% 21APR2023
PHILIPPINE (GOVT OF) 4% 06DEC2022
PHILIPPINE (GOVT OF) 4% 26JAN2022
PHILIPPINE (GOVT OF) 4.125% 20AUG2024
PHILIPPINE GOVERNMENT 3.625% 09SEP2025
PHILIPPINE GOVERNMENT 4.625% 09SEP2040
PHILIPPINE GOVERNMENT 4.75% 04MAY2027
PHILIPPINE GOVERNMENT 5.25% 18MAY2037
PHILIPPINE GOVERNMENT 5.5% 08MAR2023
PHILIPPINE GOVERNMENT 5.75% 12APR2025
PHILIPPINE GOVERNMENT 6.25% 22MAR2028
PHILIPPINE GOVERNMENT 6.75% 24JAN2039
PHILIPPINE GOVERNMENT 6.875% 10JAN2029
PHILIPPINES (REP OF) 10.25% 19JAN2026
PHILIPPINES (REP OF) 18.25% 29NOV2025
PHILIPPINES (REP OF) 2.375% 10SEP2023
PHILIPPINES (REP OF) 2.875% 09JUL2030
PHILIPPINES (REP OF) 3.375% 08APR2026
PHILIPPINES (REP OF) 3.625% 21MAR2033
PHILIPPINES (REP OF) 4.25% 170CT2024
PHILIPPINES (REP OF) 4.75% 04JUL2022
PHILIPPINES (REP OF) 4.75% 13SEP2022
PHILIPPINES (REP OF) 4.875% 02AUG2022
PHILIPPINES (REP OF) 5.75% 16AUG2037
PHILIPPINES (REP OF) 6.25% 14FEB2026
PHILIPPINES (REP OF) 8% 19JUL2031
PHILIPPINES (REP OF) 8% 30SEP2035
PHILIPPINES (REP OF) 8.125% 16DEC2035
PHILIPPINES (REP OF) 8.5% 29NOV2032
PHILIPPINES (REP OF) 8.625% 06SEP2027
PHILIPPINES (REP OF) 8.75% 27MAY2030
PHILIPPINES (REP OF) 9.25% 05NOV2034
PHILIPPINES (REP OF) 9.375% 050CT2031
PHILIPPINES (REP OF) 9.5% 04DEC2028
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730.06.2021
HFEE

420,000,000
80,000,000
50,000,000

415,000,000

1,010,000,000

490,000,000

400,000,000

225,000,000

320,000,000

410,000,000

400,000,000

110,000,000

735,000,000
77,000,000
50,000,000

320,000,000

100,000,000

100,000,000

365,000,000

240,000,000

200,000,000

163,000,000

240,000,000
50,000,000

340,000,000

1,486,174,950

110,000,000

796,902,627

100,000,000
54,000,000

180,000,000

113,000,000
50,000,000
66,000,000

hEES
—E--FFR

#30.06.2021

#30.06.2021 HREEFE
HATE O
£ (%)
8,886,938 0.24
1,690,106 0.04
1,057,265 0.03
8,985,695 0.24
21,573,230 0.58
9,918,801 0.27
8,801,574 0.24
4,858,102 0.13
7,008,145 0.19
9,294,087 0.25
9,447,133 0.25
2,764,057 0.07
18,192,953 0.49
2,057,531 0.05
1,574,114 0.04
6,659,402 0.18
1,966,135 0.05
2,104,167 0.06
7,186,396 0.19
5,186,932 0.14
4,308,671 0.12
3,494,778 0.09
5,168,344 0.14
1,143,997 0.03
7,974,162 0.21
39,797,935 1.06
2,972,125 0.08
21,443,590 0.57
2,724,545 0.07
1,403,266 0.04
4,872,223 0.13
3,278,040 0.09
1,425,161 0.04
1,785,936 0.05
241,005,536 6.45



hmEES
SRS -FER

REAE CREER) (8)
RZFEZ—F~NA=+H

EX - B0 B8S (&)
LiEH (&)

#103%(15.73%)

HOUSING & DEVELOPMENT BRD 2.088% 30AUG2022
HOUSING & DEVELOPMENT BRD 2.22% 22NOV2021
HOUSING & DEVELOPMENT BRD 2.5% 29JAN2023
HOUSING & DEVELOPMENT BRD 2.505% 27JUN2024
HOUSING & DEVELOPMENT BRD 2.545% 04JUL2031
LAND TRANSPORT 3.35% 19MAR2048

LAND TRANSPORT 3.45% 30JUL2058

LAND TRANSPORT 3.51% 18SEP2030

LAND TRANSPORT AUTHORITY 2.9% 19JUN2023
LAND TRANSPORT AUTHORITY 3.3% 03JUN2054
LAND TRANSPORT AUTHORITY 3.38% 30JAN2059
LAND TRANSPORT AUTHORITY 3.43% 300CT2053
SINGAPORE (GOVT OF) 2.125% 01JUN2026
SINGAPORE (GOVT OF) 2.375% 01JUN2025
SINGAPORE (GOVT OF) 2.75% 01APR2042
SINGAPORE (GOVT OF) 2.75% 01JUL2023
SINGAPORE (GOVT OF) 2.875% 01SEP2030
SINGAPORE (GOVT OF) 3% 01SEP2024

SINGAPORE (GOVT OF) 3.125% 01SEP2022
SINGAPORE (GOVT OF) 3.375% 01SEP2033
SINGAPORE (GOVT OF) 3.5% 1MAR2027
SINGAPORE GOVERNMENT 0.5% 01NOV2025
SINGAPORE GOVERNMENT 1.75% 01FEB2023
SINGAPORE GOVERNMENT 1.875% 01MAR2050
SINGAPORE GOVERNMENT 2% 01FEB2024
SINGAPORE GOVERNMENT 2.25% 01AUG2036
SINGAPORE GOVERNMENT 2.375% 01JUL2039
SINGAPORE GOVERNMENT 2.625% 01MAY2028
SINGAPORE GOVERNMENT 2.75% 01MAR2046
SINGAPORE GOVERNMENT 2.875% 01JUL2029
TEMASEK FINANCIAL | LTD 4.2% 02AUG2050
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730.06.2021
HFEE

8,000,000
15,000,000
10,000,000
11,000,000

2,500,000

9,500,000

7,750,000

3,000,000

2,000,000

500,000

3,250,000

1,500,000
22,900,000
30,200,000
23,000,000
60,000,000
54,500,000
46,700,000
11,500,000
39,500,000
49,300,000

5,000,000
44,000,000
50,200,000
34,000,000
32,500,000
14,000,000
34,600,000
49,900,000
41,000,000

5,750,000

730.06.2021

#30.06.2021 hRBEFE
HATE MESL
£ (%)
6,103,062 0.16
11,265,632 0.30
7,740,593 0.21
8,574,621 0.23
2,029,975 0.05
8,267,421 0.22
7,029,887 0.19
2,591,921 0.07
1,552,771 0.04
431,546 0.01
2,910,660 0.08
1,327,975 0.04
18,062,297 0.48
23,946,035 0.64
19,694,670 0.53
47,270,647 1.26
45,644,745 1.22
37,683,224 1.01
8,920,816 0.24
34,879,379 0.93
41,953,108 1.12
3,676,159 0.10
33,662,610 0.90
37,737,085 1.01
26,448,319 0.71
25,635,897 0.69
11,312,264 0.30
28,207,675 0.75
43,570,380 117
34,415,350 0.92
5,754,984 0.15
588,301,708 15.73



REAE CREER) (&)
RZFEZ—F~NA=+H

EX - B0 B8S (&)
LiER (&)

FE#(15.39%)

(D) KOREA (REP OF) 1% 10JUN2023

D) KOREA (REP OF) 1.125% 10JUN2024
D) KOREA (REP OF) 1.125% 10SEP2025
D) KOREA (REP OF) 1.25% 10DEC2022
D) KOREA (REP OF) 1.25% 10MAR2026
D) KOREA (REP OF) 1.375% 10DEC2029
D) KOREA (REP OF) 1.375% 10JUN2030
D) KOREA (REP OF) 1.375% 10SEP2024
D) KOREA (REP OF) 1.5% 10MAR2025
D) KOREA (REP OF) 1.5% 10MAR2050
D) KOREA )

D) KOREA )

D) KOREA )

D) KOREA )
D) KOREA )
D) KOREA )
D) KOREA

REP OF) 1.5% 10SEP2040

REP OF) 1.625% 10SEP2070
REP OF) 1.875% 10JUN2029
REP OF) 1.875% 10MAR2051

REP OF) 2% 10JUN2031

2
REP OF) 2% 10MAR2049

(D)

(D)

(D)

(D)

(D)

(D)

(D)

(D)

(D)

(D)

(D)

(D)

(D)

(D)

(D)

(D) REP OF) 3.5% 10MAR2024

(D) KOREA (REPUBLIC OF) 2.375% 10SEP2038
(D) KOREA MONETARY STAB 1.03% 02APR2022
(D) KOREA TREASURY 3.75% 10DEC2033

(D) KOREA TREASURY BOND 0.875% 10DEC2023
(D) KOREA TREASURY BOND 1.375% 10SEP2021
(D) KOREA TREASURY BOND 1.5% 10DEC2026
(D) KOREA TREASURY BOND 1.5% 10DEC2030
(D) KOREA TREASURY BOND 1.5% 10SEP2036
(D) KOREA TREASURY BOND 1.875% 10JUN2026
(D) KOREA TREASURY BOND 2% 10MAR2046

(D) KOREA TREASURY BOND 2% 10SEP2022

(D) KOREA TREASURY BOND 2.125% 10JUN2027
(D) KOREA TREASURY BOND 2.125% 10MAR2047
(D) KOREA TREASURY BOND 2.25% 10DEC2025
(D) KOREA TREASURY BOND 2.25% 10JUN2025
(D) KOREA TREASURY BOND 2.25% 10SEP2023
(D) KOREA TREASURY BOND 2.375% 10DEC2027
(D) KOREA TREASURY BOND 2.375% 10DEC2028

61

hEES
—E--FFR

#30.06.2021
730.06.2021 730.06.2021 HREEFE

AR #RTE MEDL

7 (%)

5,500,000,000 4,859,256 0.13
3,500,000,000 3,080,691 0.08
8,000,000,000 6,972,721 0.19
10,000,000,000 8,898,527 0.24
10,500,000,000 9,153,325 0.24
18,000,000,000 15,190,481 0.41
17,000,000,000 14,254,288 0.38
20,000,000,000 17,748,209 0.47
15,000,000,000 13,334,153 0.36
21,000,000,000 15,976,694 0.43
6,000,000,000 4,769,181 0.13
2,000,000,000 1,481,091 0.04
7,000,000,000 6,169,892 0.16
23,000,000,000 19,111,114 0.51
3,500,000,000 3,085,001 0.08
20,000,000,000 17,144,281 0.46
18,000,000,000 17,018,485 0.45
9,000,000,000 8,247,523 0.22
5,000,000,000 4,449,496 0.12
15,200,000,000 15,817,803 0.42
4,000,000,000 3,510,647 0.09
1,000,000,000 893,078 0.02
12,000,000,000 10,474,843 0.28
10,000,000,000 8,439,371 0.23
4,000,000,000 3,249,735 0.09
10,000,000,000 8,926,074 0.24
10,000,000,000 8,596,650 0.23
30,000,000,000 27,091,367 0.72
19,000,000,000 17,107,285 0.46
22,000,000,000 19,374,981 0.52
13,000,000,000 11,816,786 0.32
16,000,000,000 14,551,999 0.39
6,000,000,000 5,465,301 0.15
15,000,000,000 13,696,848 0.37
15,000,000,000 [EFABISEP 0.37



hmEES
SRS -FER

REAE CREER) (8)
RZFEZ—F~NA=+H

EX - B0 B8S (&)
LiEH (&)

R%8(15.39%) (&)

(D) KOREA TREASURY BOND 2.375% 10MAR2023
(D) KOREA TREASURY BOND 2.625% 10MAR2048
(D) KOREA TREASURY BOND 2.625% 10SEP2035
(D) KOREA TREASURY BOND 2.75% 10DEC2044
(D) KOREA TREASURY BOND 3% 10DEC2042
(D) KOREA TREASURY BOND 3% 10MAR2023
(D) KOREA TREASURY BOND 3% 10SEP2024
(D) KOREA TREASURY BOND 3.375% 10SEP2023
(D) KOREA TREASURY BOND 3.75% 10JUN2022
(D) KOREA TREASURY BOND 4% 10DEC2031

(D) KOREA TREASURY BOND 4.75% 10DEC2030
(D) KOREA TREASURY BOND 5.25% 10MAR2027
(D) KOREA TREASURY BOND 5.5% 10DEC2029
(D) KOREA TREASURY BOND 5.5% 10MAR2028
(D) KOREA TREASURY BOND 5.75% 10MAR2026
(

D) KOREA LAND & HOUSING COR 6.37% 26JUN2023

KOREA RAILROAD CORP 2.6% 25MAY2023
KOREA RAILROAD CORP 3.375% 07JUN2023

FEmiEs

E%(0.03%)
CORP ANDINA DE FOMENTO 1.81% 02AUG2021
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730.06.2021
HFEE

14,000,000,000
21,000,000,000
15,000,000,000
15,000,000,000
23,000,000,000
23,000,000,000
3,000,000,000
13,000,000,000
27,000,000,000
8,000,000,000
9,000,000,000
6,000,000,000
7,000,000,000
9,000,000,000
11,000,000,000
1,000,000,000
2,000,000
3,000,000

10,000,000

730.06.2021

#30.06.2021 hRBEFE
HATE MESL
£ (%)
12,749,910 0.34
20,395,493 0.55
14,120,919 0.38
14,670,610 0.39
23,230,487 0.62
21,198,362 0.57
2,809,412 0.07
12,160,736 0.33
24,652,732 0.66
8,356,568 0.22
9,822,325 0.26
6,380,614 0.17
7,900,704 0.21
9,903,561 0.26
11,684,775 0.31
973,787 0.03
267,508 0.01
407,030 0.01
575,356,042 15.39
1,310,157 0.03
1,310,157 0.03



REAE CREER) (&)
RZFEZ—F~NA=+H

EX - B0 B8S (&)
FEMES(F)

BRAE(11.57%)

BANK PEMBANGUNAN MALAY 4.75% 12SEP2029
DANAINFRA NASIONAL 5.06% 12FEB2049

DANGA CAPITAL BHD 4.94% 26JAN2033

GOVCO HOLDINGS BHD 4.29% 22FEB2024
GOVCO HOLDINGS BHD 4.55% 22FEB2027
GOVCO HOLDINGS BHD 4.95% 20FEB2032
JAMBATAN KEDUA SDN BHD 4.3% 28MAY2025
JOHOR CORP 3.84% 14JUN2022

KHAZANAH NASIONAL BHD 0% 14AUG2023
LEMBAGA PEMBIAYAAN PERUM 4.9% 05APR2033
LEMBAGA PEMBIAYAAN PERUM 4.94% 16APR2032
MALAYSIA (GOVT OF) 3.418% 15AUG2022
MALAYSIA (GOVT OF) 3.892% 15MAR2027
MALAYSIA (GOVT OF) 3.99% 150CT2025
MALAYSIA (GOVT OF) 4.498% 15APR2030
MALAYSIA (GOVT OF) 4.709% 15SEP2026
MALAYSIA (GOVT OF) 4.736% 15MAR2046
MALAYSIA (GOVT OF) 4.786% 310CT2035
MALAYSIA GOVERNMENT 3.478% 14JUN2024
MALAYSIA GOVERNMENT 3.757% 22MAY2040
MALAYSIA GOVERNMENT 3.8% 17AUG2023
MALAYSIA GOVERNMENT 3.828% 05JUL2034
MALAYSIA GOVERNMENT 3.882% 14MAR2025
MALAYSIA GOVERNMENT 3.885% 15AUG2029
MALAYSIA GOVERNMENT 3.9% 30NOV2026
MALAYSIA GOVERNMENT 3.906% 15JUL2026
MALAYSIA GOVERNMENT 4.065% 15JUN2050
MALAYSIA GOVERNMENT 4.254% 31MAY2035
MALAYSIA GOVERNMENT 4.893% 08JUN2038
MALAYSIA GOVERNMENT 4.921% 06JUL2048
MALAYSIA INVESTMENT 4.724% 15JUN2033
MALAYSIA INVESTMENT ISSUE 3.151% 15MAY2023
MALAYSIA INVESTMENT ISSUE 3.465% 150CT2030
MALAYSIA INVESTMENT ISSUE 3.655% 150CT2024
MALAYSIA INVESTMENT ISSUE 3.699% 15NOV2022
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730.06.2021
HFEE

10,000,000
5,000,000
5,000,000
5,000,000

10,000,000

10,000,000
5,000,000
5,000,000

10,000,000

10,000,000
5,000,000

45,000,000

32,000,000

28,000,000

59,500,000
1,000,000

70,000,000

30,000,000

32,000,000

39,000,000

70,000,000

35,000,000

18,000,000

42,000,000

34,000,000
9,000,000

55,000,000

17,000,000

15,000,000

14,000,000

30,000,000

10,000,000

50,000,000

21,000,000
2,000,000

730.06.2021
MAFE
E7T

2,655,714
1,306,093
1,324,169
1,277,119
2,621,177
2,695,883
1,274,136
1,225,250
2,290,267
2,663,653
1,346,820
11,173,529
8,227,814
7,187,174
15,794,957
267,197
17,867,503
7,810,405
7,986,679
8,898,716
17,707,572
8,574,562
4,599,793
10,755,546
8,740,442
2,329,654
12,747,025
4,300,047
3,931,355
3,688,171
7,853,341
2,468,980
12,194,615
5,307,418
495,670

hEES
—E--FFR

#30.06.2021
HREEFE
MBEDL
(%)

0.07
0.04
0.04
0.03
0.07
0.07
0.03
0.03
0.06
0.07
0.04
0.30
0.22
0.19
0.42
0.01
0.48
0.21
0.21
0.24
0.47
0.23
0.12
0.29
0.23
0.06
0.34
0.12
0.11
0.10
0.21
0.07
S
0.14
0.01
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SRS -FER
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EX - B0 B8S (&)
FEMES(E)

BERAE(11.57%) (&)

MALAYSIA INVESTMENT ISSUE 3.726% 31MAR2026
MALAYSIA INVESTMENT ISSUE 3.871% 08AUG2028
MALAYSIA INVESTMENT ISSUE 3.899% 15JUN2027
MALAYSIA INVESTMENT ISSUE 4.07% 30SEP2026
MALAYSIA INVESTMENT ISSUE 4.094% 30NOV2023
MALAYSIA INVESTMENT ISSUE 4.119% 30NOV2034
MALAYSIA INVESTMENT ISSUE 4.128% 15AUG2025
MALAYSIA INVESTMENT ISSUE 4.369% 310CT2028
MALAYSIA INVESTMENT ISSUE 4.39% 07JUL2023
MALAYSIA INVESTMENT ISSUE 4.444% 22MAY2024
MALAYSIA INVESTMENT ISSUE 4.755% 04AUG2037
MALAYSIA INVESTMENT ISSUE 4.895% 08MAY2047
MALAYSIA INVESTMNT ISSUE 4.467% 15SEP2039
MALAYSIA INVESTMNT ISSUE 4.638% 15NOV2049
MALAYSIAN (GOVT OF) 3.48% 15MAR2023
MALAYSIAN (GOVT OF) 3.502% 31MAY2027
MALAYSIAN (GOVT OF) 3.795% 30SEP2022
MALAYSIAN (GOVT OF) 3.899% 16NOV2027
MALAYSIAN (GOVT OF) 3.955% 15SEP2025
MALAYSIAN (GOVT OF) 4.127% 15APR2032
MALAYSIAN (GOVT OF) 4.181% 15JUL2024
MALAYSIAN (GOVT OF) 4.232% 30JUN2031
MALAYSIAN (GOVT OF) 4.392% 15APR2026
MALAYSIAN (GOVT OF) 4.762% 07APR2037
MALAYSIAN GOVERNMENT 3.733% 15JUN2028
MALAYSIAN GOVERNMENT 3.844% 15APR2033
MALAYSIAN GOVERNMENT 4.837% 15JUL2025
MALAYSIAN GOVERNMENT 4.935% 30SEP2043
MALAYSIAN GOVERNMENT 5.248% 15SEP2028
PENGURUSAN AIR SPV BHD 4.06% 06JUN2022
PERBADANAN TABUNG PENDID 4.85% 26JUL2041
PERBADANAN TABUNG PENDID 4.86% 12MAR2032
RANTAU ABANG CAPITAL 4.57% 190CT2022
SYARIKAT PRASARANA NEGAR 3.77% 06SEP2022

64

730.06.2021
HFEE

25,000,000
10,000,000
10,000,000
70,000,000
14,100,000
20,000,000
25,000,000
70,000,000
30,000,000

8,500,000
60,000,000
10,000,000

5,000,000
18,000,000
43,500,000
16,300,000
18,300,000
31,000,000
42,000,000
17,000,000
35,200,000
40,200,000
29,000,000
20,000,000
19,500,000
59,000,000
17,670,000
20,000,000

8,000,000
15,000,000
10,000,000
20,000,000

5,000,000

5,000,000

730.06.2021
MAFE
E7T

6,349,577
2,560,639
2,537,269
18,092,393
3,559,920
4,891,674
6,480,845
18,328,577
7,707,942
2,179,022
15,825,336
2,571,109
1,251,312
4,456,431
10,855,650
4,073,824
4,556,587
7,897,989
10,792,808
4,318,288
9,095,624
10,369,803
7,591,242
5,233,983
4,918,386
14,365,619
4,723,892
5,217,741
2,213,521
3,689,484
2,566,022
5,384,102
1,247,609
1,242,927

730.06.2021
hRBEFE
MBEDL
(%)

0.17
0.07
0.07
0.48
0.10
0.13
0.17
0.49
0.21
0.06
0.42
0.07
0.03
0.12
0.29
0.11
0.12
0.21
0.29
0.12
0.24
0.28
0.20
0.14
0.13
0.38
0.13
0.14
0.06
0.10
0.07
0.14
0.03
0.03



REMAS (REER) (@)
R-F=—FAA=+A

EX - B0 B8S (&)

FEMES(F)

BRAE(11.57%) (&)

SYARIKAT PRASARANA NEGAR 4.35% 04AUG2026
SYARIKAT PRASARANA NEGAR 4.85% 27SEP2024
SYARIKAT PRASARANA NEGAR 5.07% 28SEP2029

FE%(0.02%)
(D) KOREA SMES & STARTUPS AGEN 2.507%
14JUL2023

2 [(9.73%)
BANK AGRICULTURE & AGRICULTURE COOP 2.62%
27JUL2031
BANK OF THAILAND BOND 1.44% 16SEP2022
THAILAND (GOVT OF) 2.5% 17JUN2071
THAILAND (GOVT OF) 0.75% 17JUN2024
THAILAND (GOVT OF) 1.45% 17DEC2024
THAILAND (GOVT OF) 1.585% 17DEC2035
THAILAND (GOVT OF) 1.6% 17DEC2029
THAILAND (GOVT OF) 1.6% 17JUN2035
THAILAND (GOVT OF) 1.875% 17JUN2049
THAILAND (GOVT OF) 3.4% 17JUN2036
THAILAND (GOVT OF) 3.58% 17DEC2027
THAILAND (GOVT OF) 3.625% 16JUN2023
THAILAND (GOVT OF) 3.65% 17DEC2021
THAILAND (GOVT OF) 3.65% 20JUN2031
THAILAND (GOVT OF) 3.775% 25JUN2032
THAILAND (GOVT OF) 3.8% 14JUN2041
THAILAND (GOVT OF) 3.85% 12DEC2025
THAILAND (GOVT OF) 4.5% 9APR2024
THAILAND (GOVT OF) 4.675% 29JUN2044
THAILAND (GOVT OF) 4.75% 20DEC2024
THAILAND (GOVT OF) 4.85% 17JUN2061
THAILAND (GOVT OF) 4.875% 22JUN2029
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MEEE

—E-FFR

#30.06.2021

730.06.2021 730.06.2021 HREEFE
HFEE MAFE MBEDL
ET (%)

5,000,000 1,302,535 0.04
5,000,000 1,302,721 0.03
5,000,000 1,354,192 0.04
432,695,041 11.57

1,000,000,000 910,660 0.02
910,660 0.02

40,000,000 1,329,792 0.04
100,000,000 3,172,619 0.08
30,000,000 816,623 0.02
45,000,000 1,413,240 0.04
400,000,000 12,857,590 0.34
255,000,000 7,413,972 0.20
540,000,000 16,939,656 0.45
280,000,000 8,181,929 0.22
200,000,000 5,243,462 0.14
346,000,000 12,379,673 0.33
238,000,000 8,542,283 0.23
672,000,000 22,301,793 0.60
297,000,000 9,433,206 0.25
348,000,000 12,819,840 0.34
513,150,000 19,042,355 0.51
109,000,000 4,178,069 0.11
610,000,000 21,669,510 0.58
89,000,000 3,108,455 0.08
373,000,000 15,696,368 0.42
90,000,000 3,212,757 0.09
281,000,000 12,741,250 0.34
534,000,000 21,028,465 0.56
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EX - B0 B8S (&)
FEMES(E)

B (9.73%) (&)

THAILAND (GOVT OF) 5.125% 08NOV2022
THAILAND (GOVT OF) 5.5% 13MAR2023
THAILAND (GOVT OF) 5.67% 13MAR2028
THAILAND (GOVT OF) 6.15% 07JUL2026
THAILAND GOVERN BOND 2.125% 17DEC2026
THAILAND GOVERNMENT 1.875% 17JUN2022
THAILAND GOVERNMENT BOND 0.95% 17JUN2025
THAILAND GOVERNMENT BOND 2% 17DEC2022
THAILAND GOVERNMENT BOND 2% 17JUN2042
THAILAND GOVERNMENT BOND 2.4% 17DEC2023
THAILAND GOVERNMENT BOND 2.875% 17JUN2046
THAILAND GOVERNMENT BOND 3.3% 17JUN2038
THAILAND GOVERNMENT BOND 3.6% 17JUN2067
THAILAND GOVERNMENT BOND 4% 17JUN2066
THAILAND GOVT BOND 2.875% 17DEC2028

HEEHFERE
BES

BES  UKAFE
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730.06.2021
HFEE

51,000,000
150,000,000
164,000,000
150,000,000
210,000,000
850,000,000
250,000,000
310,000,000
125,000,000
235,100,000
100,100,000
452,150,000
305,000,000
449,000,000
280,000,000

730.06.2021

#30.06.2021 hRBEFE
HATE MESL
E7T (%)
1,704,994 0.05
5,161,008 0.14
6,693,263 0.18
6,045,539 0.16
6,989,463 0.19
26,938,379 0.72
7,899,716 0.21
9,908,844 0.26
3,639,616 0.10
7,683,043 0.21
3,293,549 0.09
15,979,217 0.43
10,972,007 0.29
17,677,086 0.47
9,698,574 0.26
363,807,205 9.73
3,745,325,374 100.16
3,745,325,374 100.16

3,657,902,336
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730.06.2021

#30.06.2021 HRBREEFE
HRAFEE MEDL
ES (%)
536,216,237 14.34
834,192,965 22.31
1,351,689,773 36.15
754,104,208 20.17
269,122,191 7.19
3,745,325,374 100.16
3,745,325,374 100.16
3,745,325,374 100.16
1,225,250 0.03
209,015,922 5.59
3,524,243,669 94.25
7,151,049 0.19
3,689,484 0.10
3,745,325,374 100.16
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REAE CREER) (8)
RZFEZ—F~NA=+H

TAFKRE

CHINA (GOVT OF) 3.19% 11APR2024 (INTERBANK)

CHINA GOVERNMENT BOND 3.25% 22N0OV2028
(INTERBANK)

SINGAPORE (GOVT OF) 2.75% 01JUL2023

SINGAPORE (GOVT OF) 2.875% 01SEP2030

SINGAPORE GOVERNMENT 2.75% 01MAR2046

SINGAPORE (GOVT OF) 3.5% 1MAR2027

PHILIPPINES (REP OF) 8% 19JUL2031

SINGAPORE GOVERNMENT 1.875% 01MAR2050

SINGAPORE (GOVT OF) 3% 01SEP2024

HONG KONG (GOVT OF) 1.16% 18MAY2022

CHINA (GOVT OF) 3.19% 11APR2024 (INTERBANK)

CHINA GOVERNMENT BOND 3.25% 22N0OV2028
(INTERBANK)

SINGAPORE GOVERNMENT 2.75% 01MAR2046

SINGAPORE (GOVT OF) 2.75% 01JUL2023

CHINA (GOVT OF) 3.52% 25APR2046 (INTERBANK)

SINGAPORE (GOVT OF) 3.5% 1MAR2027

SINGAPORE (GOVT OF) 3% 01SEP2024

THAILAND (GOVT OF) 3.65% 17DEC2021

HONG KONG (GOVT OF) 1.16% 18MAY2022

SINGAPORE (GOVT OF) 3.375% 01SEP2033
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730.06.2021

730.06.2021 HBEEFE
WRFEE WEDLL
ZET (%)
63,135,158 1.69
51,836,742 1.39
47,270,647 1.26
45,644,745 1.22
43,570,380 1.17
41,953,108 1.12
39,797,935 1.06
37,737,085 1.01
37,683,224 1.01
36,430,174 0.97
445,059,198 11.90

#30.06.2020

#30.06.2020 HBEEFE
O NSEE] B DL
e (%)
58,440,396 1.61
52,723,000 1.45
51,585,406 1.42
46,617,862 1.28
44,179,936 1.22
42,088,446 1.16
37,308,255 1.03
36,974,072 1.02
36,782,358 1.01
36,398,348 1.00
443,098,079 12.20
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7#30.06.2021
IHBEEFE
S ERa

(%)

25.09
8.31
7.87

11.57
6.45

15.73

15.41

MEES
TEC-FER

#30.06.2020
EREESFE
KBS

(%)

2511
8.50
7.78

11.50
5.86

15.70

15.71
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hEES
—E--FFR

REEETERFAENERRFE (REEX)

TEHIDREFMESREEBABEM I KRBREFETARBTEEF LY BEEBERZBSMABEM
ZEMERREEESTRIZREMBEE -

(A) FEHNERR

730.06.2021

EFR AR
IR RIR A WmE
IR R A HEE/ R R RS (iEm) #EHRRAFEE
ET e
BNP Paribas London Aa3 E WA EH 31,226,799 31,226,799
Credit Suisse AG
Singapore Branch Al EE W AEH 257,223,055 257,223,055
Nomura International PLC ~ Baa' B WA EH 110,211,589 110,211,589
398,661,443
—
#30.06.2020
EF AR
IR IR WmE
IRt E HMEEEFR  HEHEEEE (tniEm) HEHBAFEE
ETT EJT
BNP Paribas London Aa3 & WA EFH 13,872,021 13,872,021
Credit Suisse Securities
(Europe) Limited Al EE WA EH 248,956,430 248,956,430
Nomura International PLC  Baal & 7E WA 75 92,691,825 92,691,825
355,520,276

' BEFRRBIELNEEFR
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REEERERFENERRFS (REFER) (@)
(B) EEWAEIR m 5 ETR

#30.06.2021

IR 5 1 5
R RRHEE BEER RS EEFTR AFE
e
BNP PARIBAS LONDON B ES BT AR Al 1,487,926
BNP PARIBAS LONDON BT ES 2 J'ri& Al 2,764,433
BNP PARIBAS LONDON BRIFESH Al 139,512
BNP PARIBAS LONDON BT ES Al 335,804
BNP PARIBAS LONDON BT ES A1 98,970
BNP PARIBAS LONDON BT ESH A1 1,406,519
BNP PARIBAS LONDON BT ES BEFTR Al 569,976
BNP PARIBAS LONDON BT ES B AR A1 209,009
BNP PARIBAS LONDON B ES B AR Al 5,773,821
BNP PARIBAS LONDON BT ES BEFTR Al 12,309,027
BNP PARIBAS LONDON BT ES BiET AR A1 6,131,802
CREDIT SUISSE AG B ES BiER
SINGAPORE BRANCH AAA 1,248,377
CREDIT SUISSE AG BT ES BiET AR
SINGAPORE BRANCH AAA 5,277,265
CREDIT SUISSE AG BT ES BEFTR
SINGAPORE BRANCH AAA 8,251,272
CREDIT SUISSE AG BIFES BETR
SINGAPORE BRANCH AAA 36,201,790
CREDIT SUISSE AG BN ES BHEFTAR
SINGAPORE BRANCH Al 340,970
CREDIT SUISSE AG BT ES BETR
SINGAPORE BRANCH Al 49,023,077
CREDIT SUISSE AG B ES BFTR
SINGAPORE BRANCH Al 22,564,501
CREDIT SUISSE AG BRIFESH BET AR
SINGAPORE BRANCH Al 11,146,276
CREDIT SUISSE AG BT ES BEFTAR
SINGAPORE BRANCH Al 2,397,687
CREDIT SUISSE AG BT ES BFTR
SINGAPORE BRANCH Al 2,204,160
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#30.06.2021 (#&)

HifmeftE

CREDIT SUISSE AG
SINGAPORE BRANCH

CREDIT SUISSE AG
SINGAPORE BRANCH

CREDIT SUISSE AG
SINGAPORE BRANCH

CREDIT SUISSE AG
SINGAPORE BRANCH

CREDIT SUISSE AG
SINGAPORE BRANCH

CREDIT SUISSE AG
SINGAPORE BRANCH

CREDIT SUISSE AG
SINGAPORE BRANCH

CREDIT SUISSE AG
SINGAPORE BRANCH

CREDIT SUISSE AG
SINGAPORE BRANCH

CREDIT SUISSE AG
SINGAPORE BRANCH

NOMURA INTERNATIONAL
PLC

NOMURA INTERNATIONAL
PLC

NOMURA INTERNATIONAL
LS

NOMURA INTERNATIONAL
PLC

NOMURA INTERNATIONAL
PLC

NOMURA INTERNATIONAL
PLC

NOMURA INTERNATIONAL
PLC

NOMURA INTERNATIONAL
PLC

NOMURA INTERNATIONAL
RlsG

REEETERFAENERRFE (REER) (@)

(%)

BEER

BUFE
BUFE
BUFE #
BUFE
BUFE 7
BUFE 7
BURFE 7
BURFE 7
BUFEZ
BURFE Z5
BUFE
BUFE 7
BUFE 7
BUFE 7
BUFEZ
BUFE #
BUFE 2
BUFEZ
BUFEZ

ER &R
EEF&

Al

Al

Al

Al

Al

Al

Al

Al

Al

Al

AAA

AAA

AA2

AA2

AA2

AA2

AA2

Al

Al

MEEE

—E--FFR

R
AFE
£
26,587,227
18,632,842
2,367,073
1,498,291
21,523,563
2,081,596
10,410,073
25,792,001
2,865,397
6,809,617
4,873,289
1,359,321
115,635
115,426
576,975
134,506
780,354
101,921,578

334,505

398,661,443
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#30.06.2020

R R
IR @EtE BERR LA R EEFR AFE
ET
BNP PARIBAS LONDON B ES AAA 821
BNP PARIBAS LONDON BT ES AAA 1,182
BNP PARIBAS LONDON B ES Al 54,243
BNP PARIBAS LONDON BT ES A1 114,443
BNP PARIBAS LONDON B ES Al 161,710
BNP PARIBAS LONDON BT ES A1 79,229
BNP PARIBAS LONDON B ES Al 2,028,321
BNP PARIBAS LONDON BT ES A1 11,431,628
BNP PARIBAS LONDON B ES Al 444
CREDIT SUISSE SECURITIES  HJFfE% BT AR
(EUROPE) LIMITED AA2 6,705,832
CREDIT SUISSE SECURITIES  HJFfE% B AR
(EUROPE) LIMITED AA2 4,200,858
CREDIT SUISSE SECURITIES  HJFfE% BEFTAR
(EUROPE) LIMITED AA2 4,618,333
CREDIT SUISSE SECURITIES  H/FfE% BT AR
(EUROPE) LIMITED AA2 4,721,974
CREDIT SUISSE SECURITIES  HJFfE% BT AR
(EUROPE) LIMITED AA1 4,501,231
CREDIT SUISSE SECURITIES B {E% BEETR
(EUROPE) LIMITED AA2 12,960,738
CREDIT SUISSE SECURITIES B {EH BEETR
(EUROPE) LIMITED AA2 30,041,050
CREDIT SUISSE SECURITIES B {E# TR
(EUROPE) LIMITED AA2 5,018,715
CREDIT SUISSE SECURITIES B {EH BEETR
(EUROPE) LIMITED AA2 1,067,045
CREDIT SUISSE SECURITIES B fF{EH BHEETR
(EUROPE) LIMITED AA2 8,580,459
CREDIT SUISSE SECURITIES  HJFfE% BETAR
(EUROPE) LIMITED AA2 9,715,758
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ERmEHE

CREDIT SUISSE SECURITIES
(EUROPE) LIMITED
CREDIT SUISSE SECURITIES
(EUROPE) LIMITED
CREDIT SUISSE SECURITIES
(EUROPE) LIMITED
CREDIT SUISSE SECURITIES
(EUROPE) LIMITED
CREDIT SUISSE SECURITIES
(EUROPE) LIMITED
CREDIT SUISSE SECURITIES
(EUROPE) LIMITED
CREDIT SUISSE SECURITIES
(EUROPE) LIMITED
CREDIT SUISSE SECURITIES
(EUROPE) LIMITED
CREDIT SUISSE SECURITIES
(EUROPE) LIMITED
CREDIT SUISSE SECURITIES
(EUROPE) LIMITED
CREDIT SUISSE SECURITIES
(EUROPE) LIMITED
CREDIT SUISSE SECURITIES
(EUROPE) LIMITED
CREDIT SUISSE SECURITIES
(EUROPE) LIMITED
CREDIT SUISSE SECURITIES
(EUROPE) LIMITED
CREDIT SUISSE SECURITIES
(EUROPE) LIMITED
CREDIT SUISSE SECURITIES
(EUROPE) LIMITED
CREDIT SUISSE SECURITIES
(EUROPE) LIMITED
CREDIT SUISSE SECURITIES
(EUROPE) LIMITED
CREDIT SUISSE SECURITIES
(EUROPE) LIMITED
CREDIT SUISSE SECURITIES
(EUROPE) LIMITED

(%)

BEHG

BUFE %
BUFE %
BUFE %
BUFE %
BUFE
BUFE %
BUFE %
BUFE %
BUFE %
BUFHE %
BUFHE %
B 55
B &5
BUFE %
BUFHE %
B 55
B &5
B &5
B &5
B &S5
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Bl
Bl
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REEETERFAENERRFE (REER) (@)

K

kAR
kAR

kAR

kAR
kAR

T

TR

A
S
R
S
G
R

R
R
G
G
G
G
G
S

AR
EEFR

AA2
AA2
AA2
AA2
AA2
AA2
AA2
AA2
AA3
AA2
AA2
AA2
Al
Al
Al
Al
Al
Al
Al

Al

hEES
—E--FFR

AR,
AT{E
27
8,009,798
1,912,132
9,199,756
10,665,247
1,960,155
26,066,195
405,258
7,545,722
02
8,120,270
1,162,533
4,634,207
48,847
13,666
9,672,847
590,506
38,999,218
1,179,199
129,365

42,339
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#30.06.2020 (&)

ERmEHE

CREDIT SUISSE SECURITIES
(EUROPE) LIMITED
CREDIT SUISSE SECURITIES
(EUROPE) LIMITED
CREDIT SUISSE SECURITIES
(EUROPE) LIMITED
CREDIT SUISSE SECURITIES
(EUROPE) LIMITED
CREDIT SUISSE SECURITIES
(EUROPE) LIMITED
CREDIT SUISSE SECURITIES
(EUROPE) LIMITED
CREDIT SUISSE SECURITIES
(EUROPE) LIMITED
CREDIT SUISSE SECURITIES
(EUROPE) LIMITED
CREDIT SUISSE SECURITIES
(EUROPE) LIMITED
CREDIT SUISSE SECURITIES
(EUROPE) LIMITED
CREDIT SUISSE SECURITIES
(EUROPE) LIMITED
CREDIT SUISSE SECURITIES
(EUROPE) LIMITED
NOMURA INTERNATIONAL
FLC
NOMURA INTERNATIONAL
PLC
NOMURA INTERNATIONAL
PLC
NOMURA INTERNATIONAL
PLC
NOMURA INTERNATIONAL
PLC

NOMURA INTERNATIONAL
PLC

2 SBEIMIET

(%)

BEHG

BUFE %
BUFE %
BUFE %
BUFE %
BUFE %
BUFE %
BUFE %
BUFE %
B &5
B &5
B &5
B &5
B &5
B &5
B &5
B &5
B 55
B &S
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AR
Fl:l: i&

R

BT

B

B

Bl

B\

AR
R

BT

BT AR

HI 5
EEH

Al
Al
Al
Al
Al
Al
Al
Al
Al
AAA
AAA
AAA
AA2
AA2
AA2

AA2

Al

Al

AR,
AF{E
27
96,262
10,060,218
983,340
31,530
54,139
1,102,085
5,588,227
1,253,178
1,073,679
5,031,278
26,959
1,166,282
2,444,950
57,626
182,302
1,336,061
79,116,244

9,554,642

355,520,276



BHEERS
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H¥H ERRER

BNP Paribas London B ES

Credit Suisse AG Singapore BifFE%
Branch

Credit Suisse AG Singapore M/ &%
Branch

Credit Suisse Securities  BUfFfE%
(Europe) Limited

Nomura International PLC ~ BF 5%

Nomura International PLC  BifF &%

Nomura International PLC ~ HifF &%

#%30.06.2020 L FE

HERH AR
BNP Paribas London B ES
BNP Paribas London B ES

Credit Suisse Securities  BF{ESH
(Europe) Limited

Credit Suisse Securities  BAFFEH
(Europe) Limited

Nomura International PLC B &%

Nomura International PLC B &%

3 REABLERREBEE-_ZT-_—FR-_T—

KT
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G373
BT
H T
BT
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EHREERERSENEARFE CREFRK) (@)
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ERRREE
BEAE  MmELE

EEEHR H®Y
EETHR R
BEEHR fp3
EETHAR
EETHR a2

EEEHR a3
EETHR fa2

B mREE
FEEE  HMHEME

BEEHR  fr3
EETHR R
EEEHR  fa3
EETHR R

EEEHR /Y
EETHR /A

i

=HERR
=hERR

=HhERR
=HhERm
EHERR

SR EAm
LRl

ey
FE W1}

=hERG
=5HERm
=HERm

= ERR

877 51
S E R

TEES
—E-FFR

EfEHE
S

18,124,856
12,306,912
235,989,324
15,376,029
38,850,171

11,077,263
153,744,033

485,468,588

Efi
B5OTE
%7

90,971,951
132,651,010

61,220,623
244,328,836

91,806,816
5,371,024

626,350,260
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BEEERS (F)

#30.06.2021

HER il

HK GOVERNMENT BOND 1.09% 05/UN2023

=
E i

HK GOVERNMENT BOND 239% 204062025 ﬁ%ﬁ
HONG KONG (GOVT OF) 0.16% 22FEB2023 k&
HONG KONG (60T OF)0.33% 23MAY2022 R &2
HONG KONG (GOVT OF) 0.55% OSDEC2022 R
HONG KONG (50T OF)0.8% 27AUG2027 R &2
HONG KONG (GOVT OF) 0.97% 201UN2022 R
HONG KONG (GOVT OF) 1.1% 17JAN2023 k&3

i
e

=
seige

1.1% 17142023
HONG KONG (GOVT OF) 1.16% 18MAY2022

& o e

HONG KONG (GOVT OF) 1.19% 06DEC2021

i
i
i
i
i
HONG KONG (GOVT OF
i
i
i
HONG KONG (GOVT OF) 1.49% 22F£82028
i

HONG KONG (GOVT OF) 1.51% 24¢£82027

(

(

(

(

(

(

HONG KONG (GOVT OF) 1.16% 18MAY2022

(

E

HONG KONG (GOVT OF) 1.68% 211AN2026
(

)
)
0
)
)
)
1
)
J
)
)
J
HONG KONG (GO Of) 1.73% J0FER2024
HONG KONG (GOVT 0) 1.8 9DEC2024
HONG KONG (GO OF) 1.89% GIMARDO32
)
)
J
)
)
)
]
J
)
]
)

HONG KONG (G0VT OF) 1.96% 031UN2024
HONG KONG (GOVT OF) 1.97% 17JAN2029

ek

i

( SR
HONG KONG (GOVT OF)1.97% 171AN2029 eif BY
HONG KONG (GOVT OF) 2.02% OTMAR2034 i
HONG KONG (GOVT OF) 2.02% O7MAR2034 .
HONG KONG (GOVT OF)2.13% 161UL2030. e
HONG KONG (GOVT OF) 2.22% O7AUG2024 BETER 63
HONG KONG (GOVT OF) 2.24% 27AUG2029 BERHR R
HONG KONG (GOVT OF)2.46% 044UG2021 L
HONG KONG (GOVT OF) 2.48% 28F£82029 eiR BH
HONG KONG (GOVT OF) 2.6% 20AUG2024 HfiEs A ﬂ@zﬁm B
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0.10%
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0.04%
0.09%
0.12%
0.18%
0.12%
0.36%
0.14%
0.10%
0.07%
0.10%
0.15%
0.10%
0.09%
0.14%
0.09%
0.09%
020%
0.08%
0.14%
0.26%
0.10%
007%
0.05%
0.06%
0.10%



TEEE
R -FEH
BEEEZHREFENERRFE REEL) @)
(CQ) BHREERBEXZ AN (E)
BHEEERS (H)
7430.06.2021 (42)

BERE  EEHOES

B3R EARER g HERY [ D;g
HONG KONG (GOVT OF) 2.71% 20FE82023 B TER B 0% 009% 3387660
HONG KONG (GOVT OF) 2.95% 246882025 #n L 0% 0% 3805149
HONG KONG (50T OF)3.32% 25FEB2026 A7 I 0% 0% 2Iman
HONG KONG (GOVT OF) 4 65% 29AUG2022 BT I 0% 003% 963549
HONG KONG (G0VT OF)4.65% 29AUG2022 # LI 0% 0% 1759
HONG KONG GOVERNVENT 1.94% 04DEC2013 7 I 0% 009 33578
HONG KONG GOVERNNENT 2.49% 224062018 3 I 0% 0% 25730
SINGAPORE (GOVT OF) 2.125% 01JUN2026 i 8RB 0% 0% 903114
SINGAPORE (60T OF) 2.375% 01JUN2025 i I 0% 0% 156
SINGAPORE (GOVT OF) 2.75% 01APR2O2 Fiin 28R B 0% 05% 941919
SINGAPORE (GOVT OF) 2.75% 011012023 Algr EERER &Y 0% 063%  B&U
SINGAPORE (GOVT OF) 2.875% 01SER2030 P 23R8 B 0% 039% 1444719
SINGAPORE (GONT OF) 2.875% 015EP2030 i fisn 2ETER A 0% 005% 161507
SINGAPORE (GOVT OF)2.875% 01SEP2030 e fsn EEEAR A% % pars omh B
SINGAPORE (GOVT OF) 3% 015ER2024 Gl flar EEEER  RE o 050% 18841612
SINGAPORE (GOVT OF)3.125% D1SEP2022 v flin EERER WA 0% 012% 4460408
SINGAPORE (GOVT OF)3.375% 015E°2033 Riiles AT EEEER & 0% 5% 16143
SINGAPORE (60T OF) 35% hIAR2027 v AlET EERER  GH 0% 056% 2097654
SINGAPORE GOVERNVENT 175% 01E82023 Riiles fsn EEERR A% 0% 0% 7059
SNGAPORE GOVERNMENT 1.75% 01FEB2023 HfiEs Ak EERER  BH 0% 006% 209178
SINGAPORE GOVERNMENT 1.75% O1FEB2013 v Alin EERER  BA 0% 006% 295178
SINGAPORE GOVERNMENT 1.875% O1MAR2050 5 Wilsr EERER R 0% 002% 751,735
SINGAPORE GOVERNMENT 1.875% 01MAR2050 Bfies Mlin EETER B 0% 0% 1279491
SINGAPORE GOVERNMENT 2% O1FEB2024 v Wlsr EERER B 0% 0% 13204160
SINGAPORE GOVERNVENT 225% 01AUG2036 Fiiless filsn EERAR  RX 0% 0% 118179
SINGAPORE GOVERNMENT 2.625% 01MAY2028 v Wilir EERER  BA 0% 037% 1385926
SINGAPORE GOVERNMENT 2.75% 01HIAR2046 5 kT EERAR  BY 0% 061% 27000
SINGAPORE GOVERNMENT 2.875% 011012029 TR WEr EEEER  RA 0% 0d6% 1107605

1015% 379483507
—
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BRREREN RERERE FREHAR BESE  ERINE

3R HARER £%  JERE  hMENE  ARGMMN 0HERE  5E/RE At AT
#

HK GOVERNMENT BOND 1.09% 03JUN2023 A1 3 0% Byt 0% 3701
HK GOVERNMENT BOND 239% J0AUG2025 w1 3 0% Byt 0% 3969506
HONG KONG (GOVT OF) 0.8% 27AUG2027 #n 3 0% Byt 010% 3606970
HONG KONG (GOVT OF) 0.97% 20/UN2022 % #n 3 0% “HERR 013% 4580309
HONG KONG (GOVT OF) 1.1% 17JAN2023 TS B il 0% SHERR 018% 621,139
HONG KONG (GOVT OF) 1.1% 17JAN2023 BiiEs B ol 0% SHERR 0% 4EUT9
HONG KONG (GOVT OF) 1.16% 18MAY2022 BiiEs A EEEER B 0% SHERR 036% 13136556
HONG KONG (GOVT OF) 1.19% 0ADEC202! BiiEs AT EERER  BR 0% ZhiERG 0% 4seu
HONG KONG (GOVT OF) 1.73% 20FEB2024 BiiEs AT EERER B 0% SHERR 00% 3692803
HONG KONG (GOVT OF) 1.89% C2MAR2032 BfiEs AT EERER B 0% 537 ShEfR 0% 551080
HONG KONG (G0VT OF) 106B2108 246% 04AUG20D1  BiFE: AT EERER B % Shitha 031% 1341990
HONG KONG (50T OF)2.13% 161012030 Hiifes BT EERER B 0% Shitha 09% 10439034
HONG KONG (GOVT OF) 2.22% O7AUG2024 Hfifes Er EERER B 0% ShERR 0% 3863480
HONG KONG (60T OF) 2.6% 20AUG2024 i k. EERER B 0% SHERR 0% 3961
HONG KONG (50T OF) 2.95% 24FEB2025 Tfies B EERER R 0% “HERR 0% 403054
HONG KONG (60T OF)3.32% 25FEB2026 i BT EERER B 0% ShithR 008% 290057
HONG KONG GOVERNMENT 1.94% O4DEC2023 TifiEs A EEEER R 0% SHERR 00% 3416718
SINGAPORE (GOVT OF) .75% 01APR2022 TififEs filsr EERER R 0% itiril 031% 11249604
SINGAPORE (GOVT OF) 2.125% 01/UN2026 i WET EERER R 0% ZHERR 0% 8957%
SINGAPORE (GOVT OF) 2.25% 01JUN02A Biies Wisr EERER R 0% ZhERR 005% 175758
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SINGAPORE (GOVT OF) 2.375% 01JUN2025 BiiEs &H 0% ZhERR 0% 82476
SINGAPORE (GOVT OF) 275% O1APR2042 HiiEs i 0% ke 0% ey
SINGAPORE (GOVT OF) 2.75% 01)UL2023 HiEs B 0% ZhiEka 060%  219103%
SINGAPORE (GOVT OF) 2.75% 011012023 G5 B 0% “hEfR 003% 971,205
SINGAPORE (GOVT OF) 2.875% 01SER2030 Hiifes i 0% kR 0% 9888
SINGAPORE (GOVT OF) 3% 01SEP204 T i 0% “HERR 045% 1657452
SINGAPORE (60T OF) 3% 015692024 Tfes 3 0% ShERR W% 23%606
SINGAPORE (GOVT OF)3.125% 01SEP2022 TiEs il 0% “HERR 040% 14696215
SINGAPORE (GOVT OF)3.375% 01SEP2033 TS il 0% SHERR 0% 1men
SINGAPORE (GOVT OF) 35% O1MAR2027 TS 5l 0% 575 SHERR 0%8% 20423
SINGAPORE GOVERNMENT 1.25% 010CT2021 BiiEs A % Bl 0% 9106661
SINGAPORE GOVERNMENT 1.75% 01FEB2023 BfiEs 3 0% ZhiERa 0% 63425
SINGAPORE GOVERNMENT 2% O1FEB2024 i 5 fl 0% Bl 08% 10299429
SINGAPORE GOVERNMENT 2% 1FEB2024 Hiifes & 0% Shitha 0% 26000
SINGAPORE GOVERNMENT 225% 01AUG2036 Hfifes i 0% itz 019% 686968
SINGAPORE GOVERNMENT 2.375% 01JUL2039 Bfies i 0% itz 006% 2131308
SINGAPORE GOVERNMENT 2.625% 01MAY2028 Bfies i 0% SRR 039%  WIBB
SINGAPORE GOVERNMENT 2.75% O1MARL046 v il 0% “HERR 0% 156987
SINGAPORE GOVERNMENT 2.875% 01)L2029 BfiEs il 0% “HERR 013% 4667004
SINGAPORE GOVERNMENT 2.875% 01UL2029 Bifies iEd 0% SHERR 0% 766915

931% 333,160,288
—

¢ BEEME %mﬁﬂ%ﬁf%% FHECERIEL - SNER Z TN RRE A HBETNERRESERE - A
ERBBETERFER ﬁm§1&§§%ﬁ5%°
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#30.06.2021

st
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v/
BP PARI3AS LONDON i An  EERER B3 0 ZECRERAZTR CHERR 0M% 148796
BP PARI3AS LONDON iiiEv A EERER B3 0 ZESEERACTR O CHEER 0% 4R
BP PARIBAS LONDON il At SEEER B 0 ZENETCAZTR ZHEAR 000% 13951
BP PARI3AS LONDON TiEs A EERER  BF 0% ZE-AERATR ZHEER 00% 335804
BP PARIBAS LONDON TS At SEEER B 0% ZEZ-EAATR ZHEER 0% 9970
BP PARIBAS LONDON TS At SEEER B 0 ZECERACTR ZhERR 0w 1406519
BP PARIBAS LONDON HififEs At SEEER B 0% ZESRESATR ZhERR 0 569,976
BP PARIBAS LONDON Hfies At SEEER B 0 ZESREAACTR ZhERR 0 209009
BP PARIBAS LONDON Hfifes At BERER & 0 ZESHEAACTR ZHERR 0% SR
BP PLRI3AS LONDON i At EERER &2 0 ZEBNEAACTRE ZHEAR 0B% 123000
BP PLRI3AS LONDON i v At EERER & 0 ZBR-E2A=TR ZhEAR 0% 613180
CREDIT SUISSE AG SNGAPORE BRANCH RS i BECER B mfiW$ﬂzmﬁ 003% 148317
CREDITSUISSE AG SNGAPORE BRANCH B 1 EERER 63 SECUET-ROT-H CHERR 0% SIS
CREDI SUISSE AG SINGAPORE BRANCH BB 1 EERER BR 0% :S::n+ Azt-R =hf#R % sBm
CREDIT SUISSE AG SNGAPOREBRANCH B E% At SEEER B 0% ZEhET-A=T-R ZHERR 0 09% 3620179
CREDIT SUISSE AG SNGAPOREBRANCH B E3% At SEEER B 0% ZECREZACTR ZHEAR 00w 340970
CREDIT SUISSE AG SNGAPOREBRANCH R E3% At BERER B 0 ZEZESACTR ZHERR 0 13m om0
CREDIT SUISSE AG SNGAPOREBRANCH R fE3% At BERER R 0 E-CEAACTR ZRERR 060% 22564501
CREDITSUISSE AG SNGAPORE BRANCH e At BERER B 0 ZEZETCACTR ZHERR O 030% 11146206
CREDI SUISSE AG SINGAPORE BRANCH e B EERER & 0% ZECMESACTR CREAR 0% 239769
CREDI SUISSE AG SINGAPORE BRANCH e B EERER & 0% ZEAETZACTR CREAR 0% 2204080
CREDIT SUISSE AG SINGAPORE BRANCH B B BERER B W ZEAAET-A-R CHERR O 0m% 26510
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Az gl

CREDIT SUISSE AG SINGAPORE BRANCH 2%
CREDITSUISSE AG SNGAPORE BRANCH B
CREDITSUISSE AG SINGAPORE BRANCH e
CREDIT SUISSE AG SINGAPORE BRANCH B &%
CREDI SUISSE AG SINGAPORE BRANCH B R
CREDIT SUISSE AG SINGAPORE BRANCH B85
CREDIT SUISSE AG SINGAPORE BRANCH ~ BRFE
CREDIT SUISSE AG SINGAPORE BRANCH ~~ BifE
CREDIT SUISSE AG SNGAPOREBRANCH B fE%
NOMURA INTERNATIONAL PLC TR
NOMURA INTERNATIONAL PLC Hfifes
NOMURA INTERNATIONAL PLC i
NOMURA INTERNATIONAL PLC Hfifes
NOMURA INTERNATIONAL PLC Hfifes
NOMURA INTERNATIONAL PLC i
NOMURA INTERNATIONAL PLC i
NOMURA INTERNATIONAL PLC i
NOMURA INTERNATIONAL PLC TS
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#30.06.2020

st

fRRRRE  ReEHR BiikE

fARRE HARTE) g% JERE  MMENE  ERROND ABCERRNDHRS BE/RE FEEMM
BP PARIBAS LONDON TiEs i SEEER B 0% ZE-NERA-B O ZHEBR 0%
B PARIBAS LONDON TR i SEEER B 0% ZZBE z+ AR ZhEER 000%
BP PLRI3AS LONDON v A EERER B3 0 “ERESACTR CREER 0%
BP PARIBAS LONDON TS At SETER B 0% ZEZ-EAATR ZHEBR 0%
BP PARIBAS LONDON TR At 3 0 ZESNEAACTR ZhERR 000w
BP PARI3AS LONDON iliiEv A EERER B3 0% CERCERACTR CHEBR 0%
BP PARIBAS LONDON TS At SETER B 0% ZEBNETZATR ZHEBR 006%
BP PARIBAS LODON il At SEEER B 0 ZSBAEZACTR ZhERR 03
BP PARI3AS LONDON i A BERER B3 0% “ERAEAACTR  CHEED 000%
CREDIT SUISSE SECURITES (FUROPE) LIMITED ~ BFF 8% B BEEER B 0% ZE-AESATRER ZHEER 01
CREDITSUISSE SECURITIES (FLRQPE) LMITED ~ Bfies BT EEEER B 0 E-NESATNR ZAERR 0%
CREDITSUISSE SECURITIES (FURQPE) LMITED ~ Bife i sERER 83 0% \Et-RtR  HERR 018%
CREDIT SUISSE SECURITIES EUROPE) LMTED ~ BfEss R EERER 63 0 ZECERAER CHEBR
CREDIT SUISSE SECURITES (EUROPE)LIMITED B fE3% S BERER & 0% “ESRESRER ZRERR 01
CREDITSUISSE SECURITIES (ELRQPE) LMITED ~ Bife i sERER 82 0 ZB=AESAEE ZHEER 0 01%
CREDIT SUISSE SECURITIES (EUROPE)LIMITED ~ 8% i SEEER B 0 ZENETCRCR ZHEAR 036%
CREDIT SUISSE SECURITES (EUROPE)LIMITED B85 5 BERER & 0% ZERRET-AT2R ZHERR 08%
CREDITSUISSE SECURITIES (FLRQPE) LMITED ~ Bfe i sERER 82 0% ZER-EZAR CHEER 0%
CREDIT SUISSE SECURITIES (EUROPE) LIMITED ~ 8% i SEEER B 0% ZEZEETCALR ZhEER 00w
CREDITSUISSE SECURITIES (FLRQPE) LMITED B i R & 0% ZEREEt-ATIR CRABR 0%
CREDIT SUISSE SECURITIES (EUROPE) LIMTED e i sERER &2 0% ZEBAET-ALR ChEER 0
CREDIT SUISSE SECURITES (EUROPE)LIMITED ~ RS E3% af SEEER B 0% ZE=FT-AfCR ZhEAR 0
CREDIT SUISSE SECURITIES (EUROPE) LIMTED e i R & 0% “ESREARER ZHERR 0%
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CREDIT SUISSE SECURITIES (EUROPE) LIMTED ~ BfEss B ERER & 0% “ETAEE-AtIR CREBR 0%
CREDIT SUISSE SECURITIES (EUROPE) LIMTED e i R & 0% ZERME-ACtZR CRERR 0%
CREDITSUISSE SECURITIES (FUROPE) LMITED e i sERER B2 0% “EMESAtSR CHEBR %
CREDIT SUISSE SECURITIES (EUROPE)LIMITED ~ S E% i BERER & 0% ZEREECACTIR SHERR 00%
CREDITSUISSE SECURITIES (ELRQPE) LMITED ~ Bfes i R & 0% “ETRNESACTSR CRERR 0%
CREDITSUISSE SECURITIES (FLROPE) LMITED ~ BfE i EEREE & 0% ZEMRE-A=fR ZhEER 0%
CREDITSUISSE SECURITIES (FLROPE) LMITED e M HME & 0 “EAEECACTR CREBR 0%

84

118
5203
14443
161710
79209
20831
11,431,628
i
450131
UZ
61058
420085
461833
470974
12060738
30,041,050
5016715
1,067,045
850459
9715758
8009758
191132
919975
10,665,247
1,960,155
2,066,1%
45258
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BHREERERSENERARFRE (REFR) (@)
(O BHEERBERS D (4)

BEXS

TR -

(D) T8 H AT EEE 25

#30.06.2021

BfE i f g BHBFAHBEMGY (EHESEEGES
BEBE BREELEMLA EBEENLL BRERXIHBYHSHE
e % % ET
379,483,507 41.4272 10.1488 iE A
7#30.06.2020
B fE ey Al R BEEHFHBEGEYT FLHELFREGES
BHBE BLEEMLENLA EEEEMLA BRERIMNEBEHHE
ZETT % % ZETT
338,160,288 37.5466 9.3050 NiE A

¢ BREHOBFNEXNDREESELEEDL - MNERSHERXH RHMETRE SYEEY - A
ERBEEAFERNERBRERINEER
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TEES
—E-FFR
BEEETEREAENERARFERE (REER) @)
(E) UBLEBRELHNRE
TEA RZEZ—FR-ZZ-_ZTFAA=Z1TH E2TEREETMARSIERR -

(F) BESRELE (BH) AL HENCAREHERNCRERRAENOE  URFAES
BRI EMRHER FER)

REBE_Z-_—FR-_Z_TFA=THLEFE  BEMBERERRERERER K ERN
EAREHIER -

(G) TREHRRBITA

R EEFE
ERRAFE HADLL
E %

#30.06.2021
Credit Suisse AG Singapore Branch 257,223,055 6.8791%
Nomura International PLC 110,211,589 2.9475%
BNP Paribas London 31,226,799 0.8351%
398,661,443 10.6617%
R EERE
ERRBATE B
ZT %

#30.06.2020
Credit Suisse Securities (Europe) Limited 248,956,430 6.8504%
Nomura International PLC 92,691,825 2.5506%
BNP Paribas London 13,872,021 0.3817%
355,520,276 9.7827%
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(H) FUND HOLDINGS W E#9 + KK #8355

HBREEFE
~NEE B DL
e %

730.06.2021
JAPAN JPGV 0.80% 20 September 2022 124,486,079 3.3292%
JAPAN JPGV 1.0% 20 March 2022 49,023,077 1.3111%
AUSTRALIA AUGV 2.75% 21 November 2029 36,201,790 0.9682%
JAPAN JPGV 20 August 2022 FRN 26,587,227 0.7110%
JAPAN JPGV 0.30% 20 September 2039 25,792,001 0.6898%
JAPAN JPGV 1.80% 20 June 2030 21,523,563 0.5756%
JAPAN JPGV 1.90% 20 September 2022 18,632,842 0.4983%
JAPAN JPGV 0.90% 20 September 2048 12,309,027 0.3292%
JAPAN JPGV 0.80% 20 December 2022 11,146,276 0.2981%
JAPAN JPGV 1.30% 20 June 2035 10,410,073 0.2784%
336,111,955 8.9889%
EREEFE
~EE ME DL
£S5 %

730.06.2020
JAPAN JPGV 20 July 2020 FRN 118,115,462 3.2501%
UK TREASURY UKTI 1 1/4 22 November 2055 30,041,050 0.8266%
UK TREASURY UKTI 0 1/8 22 March 2024 26,066,195 0.7173%
UK TREASURY UKT 4 3/4 7 December 2038 12,960,738 0.3566%
JAPAN JPGV 0.5% 20 March 2049 11,431,628 0.3146%
UK TREASURY UKT 4 22 January 2060 10,665,247 0.2935%
JAPAN JPGV 1.2% 20 December 2034 10,656,727 0.2932%
JAPAN JPGV 1.9% 20 September 2030 10,060,218 0.2768%
UK TREASURY UKT 4 1/4 07 December 2049 9,715,758 0.2673%
JAPAN JPGV 0.9% 20 March 2022 9,672,847 0.2662%
249,385,870 6.8622%
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#30.06.2021 #30.06.2021
BHES IR EEFRE
ZAFE ooy
E %
Credit Suisse AG Singapore Branch 245,288,001 6.5599%
Nomura International PLC 104,495,854 2.7946%
BNP Paribas London 29,699,652 0.7943%
379,483,507 10.1488%
730.06.2020 730.06.2020
EHES IHHREEFE
2 RFAE MBS L
T %
Credit Suisse Securities (Europe) Limited 236,920,207 6.5192%
Nomura International PLC 88,046,787 2.4228%
BNP Paribas London 13,193,294 0.3630%
338,160,288 9.3050%

¢ BEHMNEFNEMDRBEESELEER - INERZIRARS B HMEXREBEEY  ME
ERAETERFERNERIBRE SRR

() FEARBUREARENEERE

730.06.2021 7230.06.2020
K RFE BAFEE
ETT e
EHREFHTEE A

HSBC Bank Plc® 110,211,589 92,691,825
JP Morgan Bank Luxembourg S.A.7 288,449,854 262,828,451
398,661,443 355,520,276

Mg A REHFHREENTEA
HSBC Bank Plc 379,483,507 338,160,288
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REEERERFENERRFS (REFER) (@)

() FEARBUEEARANEERHE (&)

¢ BERENEFNEMTDRBESGFTREAEL MRS NEARSEHBITNERRERNEE -
MEERABNEAFERBITNERRERNGEE -

s EMMABHSBC Bank PICIRIBEEHEMR R ELHUB LR IHA -

6 BE T IRENMEEFEEY B IRFS#EE - HSBC Bank PICETBAFEEREUZHERR HRERE
EHm o

7 JP Morgan Bank Luxembourg S.A. A—H = ERREEA + BHEERIBHSBC Bank PlcEBHEET
EHRMER  RIESHME RTEBAEE -

(K) E&F 5 EEARIRNKA

#%E30.06.2021 #%30.06.2020

HFE FE

ET e

=t &I P ERER & A 295,972 216,370
FSEPNZIE 3G N 2 5
295,972 216,370

(L) FRFEERBERZNERERSENRBRENEHR 2 BETIE

#%230.06.2021 #%30.06.2020

IEFE IEFE
e e
BHEERERR SR EHR 295,972 216,370

Be M mBREN DR . 2
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—E-FFR
REDH CREER)
EEFRE
ESEETFE BEMEETE
e E
HELAT B BRLE B B R 4 R
—E-NFSRA=1+H 3,706,932,424 117.18
:%:%iﬁﬂi+a 3,634,180,521 119.88
—E=—FA=tH 3,739,201,495 121.93
BETF BESEUZEERREEEZFE
BESEMZ BESEMNZ
Rm B EFE BIEEEFE
e e
HELT B ERLEBBUARE
—ZET——F,A=1H 127.53 121.61
—ET—=%,A=+H 132.34 123.71
—MmEARA=+H 125.76 118.11
—ARFSNA=1+H 125.22 118.00
ZE—R"FARA=+H 120.22 110.74
—T—+tFA=+H 121.55 110.15
—T—N\FEXNA=1+H 119.02 112.97
:ﬁ*hiﬁﬂ:+5 117.15 108.86
—E-FTFAA=1+H 120.66 112.16
—E-—F,A=+H 127.88 119.23
#HZE30.06.2021 8RR
REABE
ISP AL
#%E30.06.2021 (- HARS =@A EA —F =F A +& FEe
MEES® 1.69% -3.24% 3.80% 520% 3.10% 2.60% 4.36%
Markit iBoxx ABF
e TN IE & 1.82% -3.00% 4.38% 575% 3.64% 3.13% 4.96%
Mz
() REABAHA—ZTH —thHRE NESERBITESEMER -

(b) EEMBEZEEFEFE - ESLMFDIREAANGERLDR - SRTR —F2RBMBREFELERE -
() EEMBEHFZLOBEE TR - BESTRF  ELEOBERYFNEERENTE  ESRIAESHRHRA ©
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